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WHpvkaTop 3HaueHve Nam-e Wam-e, % Bbinyck Close Uam-e, % YTM, % Wawm-e, b.p.
Hedb (Urals) 49.31 2.96 6.39 N UsT 10 98.79 0.00 4.78 0
Bornoto 626.2 -0.20 -0.03 v POCCUA 30 112.31 0.00 5.76 0
EUR/USD 1.2935 0.0019 0.15 N Fasnpom 34 127.79 -0.29 6.45 2
RUB/USD 26.5770 0.0450 0.17 L) Bank Mocksbl 09 104.69 0.02 6.08 -1
FF Fut. Hos1.07 5.015 0.00 N 0®d3 25057 103.75 0.00 6.17 0
FF Fut. Prob (4.75%). Hos.07 47.0% 0.0% N 03 25058 100.70 -0.05 5.86 4
EMBI+ 406.51 0.00 0.00 " 0Od3 46020 102.70 -0.10 6.80 1
EMBI+, cnpapg 169 0 " Mrop44-06 110.00 0.05 6.68 -1
EMBI+ Poccusa 447.12 0.00 0.00 L) Moc.o6n.68 107.62 -0.06 7.02 1
EMBI+ Poccus, cnpag 98 0 L) Moc.o6n.58 107.44 -0.11 6.61 4
MIBOR, % 292 0.29 N KOMMU 8B 06 100.25 0.00 7.48 0
Cueta u pen. B LIB, mnpa. py6. 813.4 -33.8 -3.99 (2 PXA-0706n 102.78 0.00 7.08 0
MICEX RCBI 101.23 -0.03 -0.03 [ HIFK UTEPA 101.15 0.24 8.56 -29
MICEX o6beMmbl, MH.py6. Bupxa PMc Cymm. PEMO  EspoceTb-2 99.45 0.19 11.18 -24
KopnopaTtueHble 1370.0 3706.9 5077.0 9861.8  TexMHBcT-1 97.70 -0.90 12.19 78
MyHuumnansHble 163.0 839.9 1002.8 3923.5 nMocCrp-2 100.95 0.10 10.24 -16
FocynapcTeeHHble 1256.2 0.0 1256.2 0.0 HOTK-03 06. 102.00 0.00 8.18 -1

n BHYTpeHHWIN [ONTOBON PbIHOK

» Buepa Toprv Ha pbiHke pybneBoro [fosnra B OTCYTCTBUM OPHEHTMPOB CO
CTOpPOHbl BHELIHEro pblHKA MNPOXOAWAM Ha ()OHE MNOHWXKEHHOW aKTUBHOCTH.
CyMMapHbI#i  TOproBbii  06OpPOT MO cAefkaM B HErocyJapCTBEHHOM CeKTope
coctasun 7,2 mnpa. py6. YeTKo BbIpaXKeHHOM TEHAEHUMW B OBUXKEHWU KOTMPOBOK
HE CNIOXXMIOCb, Cpean Haubonee NUKBUIOHbLIX BbiMYCKOB DOMbLIMHCTBO 3aKPblNOCh B
nntoce. OfHUM W3 NUaepos no obbemam Toproe ctan 2-# Bbinyck Mupakc pynn, B
NATHALY nonyuuswen penTuHr «B» ot Fitch. Kotupoeku Mupakc-02 ¢ noraweHuem
B cenTabpe 2009 roga suepa Bbipocau Ha 0,05%, noxonHoOCTb cHU3Mnach Ha 2 6.n.
no 10,92% roposbix. Jlugep aKTUBHOCTM MYyHWLMNANbHOrO cekTopa, 5-# Bbinyck
Mockosckoi obnactv ¢ norawenvem B mMapte 2010 ropa, 3aKpbiics uyTb Bbille
(+0,01%) ypoBHA npeabiayliero AHs, OOXOAHOCTb MO LIEHe 3aKPbiTUS cocTaBuna
6,6% rogosbix (-1 6.n.)

» [lo HalKM oueHKaM KanuTasu3auusi KOpPnopaTUBHONO CeKTopa B NOHeAesIbHWK
HE W3MeHWMacb, MyHWLMNasbHOro cektopa Bbipocna Ha 0,01%. Pocrt
Kanutanusauumu cektopa rocbymar cocrasun Takxke 0,01%. [pu aTom
kanutanusauma 10 Haubonee JIMKBUOHBIX BbIMYCKOB KOPMNOPATUBHOINO CeKTopa
ebipocna Ha 0,04%, mynuumnanbHoro cektopa — Ha 0,07%, rocyaapcTBeHHoOro
cektopa — 0,03%.

» Tllonnepskky pblIHKY B HacTosllee BpEeMsi OKasblBaeT BbicoKas pybnesas
JMKBUMOHOCTb Ha doHe dpakTHueckM nyctoro (Kpome popasmeweHun OP3)
KaneHgaps nepBuyHbIX pa3melneHui. CerogHs cymMMapHble OCTAaTKM Ha Kopcyetax W
Leno3nTHbix cyetax B baHke Poccuu CHU3WAKWCD, HO MO-NPEXHEMY OCTalOTCA
3HauuTenbHbiMK - 754,6 mnpa. pyb. Ha geHexXHOM pbiHKe, HECMOTPS Ha BuepallHWe
HaNoroBble BbiNaaThl, CTaBKM He nogHumanucb Bbiwe 2,75%. CerogHs ¢ yTpa
ctaBku overnight coctasnsior 1,5—2,75%. Bbicokas NMKBMOHOCTb «3allMLLAET»
PbIHOK pybneBoOro [Aoara OT BHELHEro HeratMBa, B C/lydae >Ke YAydlleHWs
HacCTPOEHWM Ha BHELIHEM pbIHKE 3TO MOXET CTaTb MOBOAOM A/ aKTUBW3aLMWH
nokynarenen.
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M KpeautHble peimuHy

» PocHedtb. Buepa mMexxpyHaponHoe pelTuHroBoe areHTcTBo Moody's uameHuno
nporHo3 peutuHros amuteHta OAO «PocHedpTb» no gonroebiM obssatesbcTBam B
MHOCTPaHHOM W  HauuoHasbHOW BanoTe «Baa2» Ha  «MO3UTHBHBIMY  CO
«CTabunbHoro». MameHeHne NporHo3a perTUHra KOMNaHWW OTparkaeT 3HauMTesbHoe
ynydweHve (PUHAHCOBbIX NO3uuui «PocHedpTU» nocne nepBUYHOro pasMelLeHus
akuymit (IPO) B npownom rofy, oTMmeuaeTcs B coobuwenun Moody's. Pelenue
areHTCTBa MO BPEMEHU NOYTH coBnano c pelweHnem S&P npucBouTb KOMNaHWu
pentuHr «BB+» (nporHos «passuBaowmiica»). Takum oOpasoMm, paspbiB MeXny
oueHKoW KpeauTHoro kauvectBa «PocHedpT» no Bepcun Moody’s v S&P noka
COCTaBfisieT [Be CTYNeHW, HO MOXKET YBENMUUTbCA MPU MOBbILIEHWU PEUTUHrA Mo
Bepcun Moody’s.

» AO®OK Cucrema. Buepa Fitch Ratings npucBouno duHanbHbii pedTuHr «B+»
nporpaMme BbiNycKa rapaHTMPOBaHHbIX AONroBbix obssatesnbcts Sistema Capital
S.A. lMporpamma mmeet rapaHTiio ot ADK «Cuctema», cpok norawenus 30 net u
Jonyctumblii obvem po 3 mapg. ponn. OkonuatenbHoe pewenue Fitch npunano
nocne nosy4yeHUs OKOHYaTENbHOW AOKYMEHTaLuuW, HeoOXOLMMON ANs NPUCBOEHMA
OKOHuaTeNibHoro pewTtuHra. lNpeneapuTenbHblM perTUHr «B+» nporpamme Bbinycka
6bIn npuceoeH ewe 12 pekabpsa 2006 r.  Fitch oTmeuaer, uto nporpamma
eBpoobauraumii Mo cratycy cosnagaer ¢ HeobecneueHHbiMM obs3atenbctBamu ADK
«Cucrembi».

B coobwenun Fitch Takke cooblaercs O pspe CTaHAAPTHbIX OrpaHUYEHHH,
Hanaraembix Ha ADK «Cucteman:

- OrpaHWyYeHus No NPeAoCTaBAEHUIO aKTUBOB B BUAe obecnedeHus,

- pAL OrpaHUYeHUH Mo Npoja’ke aKTUBOB.

- OrpaHWYeHWst MO OTHOLIEHUIO COBOKYMHOroO [OJiIra K OnepauuoHHOM npubbinv ao
amoptusaumu (Jon k OIBDA) no 4x (6es yuera gonra MBPP).

- OrpaHWyeHWs no Bbinnatam akuuoHepam Ao 50% KyMynsTUBHOM uMCTOM NpPUBbLINK
c 2003 r.).

O nopgrotoeke A®DK «Cuctema» nporpammbl Bbinycka espoobavraumit cTtano
U3BeCTHO B Hauane gekabps (nomumo Fitch npepgaputenbHbii pedTuHr «B3»,
nporpamMme Bbinycka eBpoobsiMrauui npuceouno areHtctBo Moody's, uto Ha [nBe
CTYNeHU HU)Ke oueHKW KpeguTHoro perTuHra AMPK «Cuctema» camoro Moody’s u
Ha [Be CTYNEHW HWXKE OUEHKM nporpaMmbl eBpoobnurauuii no Bepcuu Fitch).
Hauano pervctpauuu nporpamMmbl COBNano ¢ COOBLLEHUAMU O MOKYNKe CTPYKTypamu
«CuctemMbl» KoHTponbHOro nakerta akuui «CeasbuHeecta» 3a $1,3 mnpa. Cpenka
6bina odopmneHa Ha «Komctap-OTC», koTopas B [fgekabpe npuBiekna rogoBoi
CHHAMLMPOBaAHHbIM KpeauT Ha $675 maH. no ctaske LIBOR+1,6%.

» HJIMK. Buepa arentctBo Fitch Ratings npucsonno OAO «Hosonuneukun
MeTasllypruyeckuii KoMbuHaT» perTuHr gedponta amuteHta «BB+», kpaTtkocpouHbii
peUTUHr «B» W [ONrocpouHblit PeUTUHr no HauuoHanbHoW wWKane «AA(rus)».
MporHo3z no pe#TtuHroB — «CtabunbHbii». B npownom rogy KomnaHus He
npyBfeKana CpefcTBa Ha NybAMUHOM [O/IFOBOM PbIHKE U He OObsABNANA O KaKWX-
nMbo nnaHax no 3aumcrBoBaHuaAM. OpHaKo paHee yyKe MoJiydWsia aHanoruuHbli
penTuHr «BB+» no eepcun S&P. Mbl nonaraem, Uto nonyyeHue pPerTUHIOB CBA3AHO
C [OJITOCPOYHbIMM MJlaHaMKM MO pasBWUTUIO KoMnauuu. Hanuume KpenuTHbIX
PENUTUHIOB MO3BONIAT el Gosee rMOKO MOAXOAUTb K BOMpPOCaM (OMHAHCHPOBAHMSA
CBOMX MPOEKTOB.

Cpean pPOCCHHCKHMX METannypruuyeckux KomnaHwi 6osee BbICOKWHM PENUTUHr MMeeT
nvwb Hophukens (BBB-). KpynHeHlwnum M3 pedTUHryembiXx POCCUMCKHUX MeTasnypros
3aeMliMKOM B npowsioM rogy ctan Evraz, saHsBwui (no Hawwum oueHkam) 1,8
MJIPA. LOJUI. TOMIbKO Ansi chHaHCMpoBaHus caesnku no nokynke Oregon Steel (a B
coBokynHocTh 3a 2006 rog 2,5 mnpg. ponn.). Kpome Toro, He UMeloLWw M perTUHIOB
PYCAN npuenek (no Hawum oueHkam) B 2006 r. c BHEWHWX pPbIHKOB B
COBOKYyNHocTH 2,9 mapga. gonn.
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BaHk MockBblI

n BHelLHWe [ONroBble PbIHKM

» Us-treasuries. Buepa toprosbie nnowankv B CLUA 6biin 3aKkpbiThl B CBA3M C
npaspHoBaHueM [lHa MaptuHa Jliotepa Kuhra.

» CerogHs C yTpa KpuBas [LOXOLHOCTEW BbIMISAWT Cregylowmum obpasom:
JOXOAHOCTH 2-neTHUx obnaurauui coctasnsiot 4,88% rogoebix (-1 6.n. no
3aKpbiTHeM naTHUupl), 5-nethux — 4,75% (-2 6.n.). 10-netHue obnuraumi
Toprytotcs Ha ypoeHe 4,76% roposbix no goxogHoctu (-2 6.n.), 30-netHue — Ha
ypoeHe 4,85% roposbix (-2 6.n.).

» CeropHs CylLEeCTBEHHOW MaKpOCTATUCTUKK He BbixoguT. O>kMBNEHUS Ha
BHELUHEM [O/JIrOBOM pbIHKE MOXHO OXWAaTb, HauuHas co cpepabl. B cpepy M
ueTBepr GyayT onyb/MKOBaHbl K/lOYEBble MHMAALMOHHbIE NMOKasaTenu 3a Aekabpb,
MHOEKC UeH Mpou3BoAMTENed MW uHaekc notpebutenbckux ueH. CornacHo
KOHCEHCYC-NporHo3y 3KkoHomucToB, onpolenHbix REUTERS, B pekabpe PPl Core
Bbipoc Ha 0,1% nocne pocta Ha 1,3% B Hos6pe, CPI Core Bbipoc Ha 0,2% nocne
HY/JIEBOTO W3MeHeHUsi B HOsbpe. TakKe BHWMaHWE Y4YaCTHMKOB PbiHKA MpWB/eYeT
cratucTvka no npowussoacteeHHomy cektopy CLUA, B cpepy nybnukyercs vHpekc
MPOMbILINEHHOrO MPOU3BOACTBA, MO CTPOMTENbHOMY PbiHKY (4eTBepr), a Takxe Mo
cuety kanutana CLUA (cpepa). Obunue cyuiecTBEHHOW MaKpOCTAaTUCTUKU MOXKET
3aMeTHO MOBbICUTb BONATU/IBHOCTb TOPrOB.

» Emerging markets. MHTepec WHBECTOPOB K pHCKaM pa3BMUBAIOLLMXCA CTpaH
coxpaHsietcs. Kak nokasanu paHHble Emerging Portfolio Fund Research, nputok
cpeacts B hoHAabl espoobnuraumii emerging markets B Hauyane AHBaps 3TOro roga
LOCTUI MaKcuMmyMma 3a nocnegHu mecsau. Ha Hepene, 3asepwuBwerica 10 aHeaps
2007 ropa, obbem noctynuelMx cpeacts coctasun $580 MAH., B TO Bpemsa Kak B
NPOLL/IOM rofy B CpeAHeM NpUTOK cpeacTte coctaensan no $120 max.

» B noHegesbHUK WMHOEKCbl CyBepeHHbIX espoobnurauuii emerging markets He
paccuuTbiBaIUCb B CBSA3U C npasgHoBaHueM [lHa MaptuHa Jliotepa Kuhra s CLUA.
Espoobnuraumn  «Poccus-30» Ha [pgaHHbIi  MOMEHT TOPrylOTCS Ha  YpOBHe
112,438 /112,563 npoueHta oT HomuHana co cnpagom kK UST-10 & 99 6.n.
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JonroBbie pbIHKK Kanenpapb cobbiTun 16 aHBapsa 2007 r.

274 e pyona 336 .' KANEHOAPbL COBbITUM HA JONTOBOM PbIHKE

CErogHA

27.2

33.9 17.01.07 .

OuepeaHoe 3acenahe baHka SAnoHun. PaccmoTpeHue Bonpoca 06 U3MEHEHUM yYETHOI CTaBKM
27.0 18.01.07
30.01.07 .

2.8 34.2 T OyepepnHoe 3aceganue komuccum FOMC. PaccmoTpenue Bonpoca 06 13MEHeH!M y4eTHOM CTaBky
26.6 s
26.4

e .' KAJTEHOAPbB NMEPBNYHOIO PbIHKA
26.2 ’

[ata OMUTEHT, cepust Bbinycka O6bem, MIH. Cpox YTP/YTM (nporos Pasbpoc
obpaleHust 0OpraH13aTopoB)

26.0 35.1

CErofHs

wioH.06 mon.06 aer.06 ceH.06 okT.06 HOs.06 p[ek.06 $HB.07
pybnb/nonnap py6nb/eBpo (wkana cnpasa)

n CTATUCTUKA CLUA

[vHamuka BantoTHbIX PbIHKOB

121 124 Mocn. Oxupaemoe  [Mpownoe  PakTnyeckoe
[ata Mokasatens
120 nepvop 3HaYeHe  3HaueHue 3HaueHe
19 R
1.26 05.01.07 CratucTuka pbiHka TpyAa - Yucno HoBbix pabounx mect 1ek.06 110000 154 000 167 000
18 (Non-farm payrolls)
17 B
1.8 05.01.07 CraticTuKa pbiHka Tpyaa - YpoBeHb 6e3pabotuuybl 1ek.06 450% 4.50% 4.50%
116 (Unemployment)
15 130 10.01.07 ToproBblit 6anaHc (canbgo, Mnpa. Aonn. ) Hos.06 -59.50 -58.80 -58.20
4 11.01.07 Canbpao thenepanbHoro GlompkeTa, MpA. AONA. nex.06 26.00 11.20
s sy 120107 VMROpTHbE LeHbI 7ex.06 0.60% 0.20% 1.10%
"2 12.01.07 OKCNOPTHbIE LieHb! nex.06 0.30% 0.40% 0.70%
1M1
1o 134 12.01.07 Retail sales, ucknioyast asTomobunu, m-t-m nex.06 0.50% 0.70% 1.00%
100 ’ 12.01.07 PosnmnyHble npopaxy (Retail sales), m-t-m nex.06 0.60% 0.60% 0.90%
vioH-06 mion-06 aer-06 ceH-06 okT-06 Hos-06 nex-06 sHB-07 CErofHA
JPYIUSD — USD/EUR (wikana cnipaga) 17.01.07 WHdnsums B npombiluneHHom cextope (PPI) nek.06 0.50% 2.00%
17.01.07 WHdpnsyus - Core PPl (0umiLeHHas OT BAMSHUS LieH Ha 1ek.06 010% 130%
Hopro NPOAOBONLCTBIE W SHEPrETUKY)
79.0 17.01.07 VHAEKC MPOMBILLNEHHOTO NPON3BOACTCTBA nex.06 0.10% 0.20%
77.0
75.0 17.01.07 Cuer aBinkerns kanutana (Capital Net Flow), mnpa. Ho.06 82.30
73.0 nonn.
;;:g 18.01.07 Whdnauns - Nupeke notpebutensckix Lex (CPI) nex.06 0.50% 0.00%
67.0
i 18.01.07 Whdbnsiyms, Be3 yyeTa LieH Ha SHEproHoCUTeNM 1 11eK.06 0.20% 0.00%
3.0 T/\ npoposonscTaue (core CPI)
61.0
59.0
57.0
55.0
53.0
51.0
49.0
47.0
45.0
wioH-06 wmon-06 aer-06 ceH-06 okT-06 Hos-06 p[ek-06 sHB-07
Brent Urals
3onoto
675
665
655
645
635
625
615
605
595
585
575
565
555
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KaneHgapb nnaTtexen no obnuraunam

pasmMep BbInnartbl,

[ata Bbinnatbl OMUTEHTDI O6bem, MrH. py6. ™n
MITH. py6.

17.01.2007  O®3 27019 8800 438.79 KynoH
17.01.2007  O®3 46003 37298 1859.77 KynoH
18.01.2007  ALBK, 03 1500 37.21 KynoH
18.01.2007  TASIMPOM, 03 10000 400.00 KynoH
18.01.2007  TA3MPOM, 03 10000 10000.00 noraluexme
18.01.2007  WHMPOM, 02 1000 59.84 KynoH
18.01.2007  Pycarpo 01 1000 58.14 KynoH
18.01.2007  Pycarpo 01 1000 1000.00 odepTa
18.01.2007  Akytms, 35001 2500 49.55 KymoH
18.01.2007  Bonrorpag, 01 400 9.67 KyrnoH
19.01.2007  Koneitka TA, 01 1200 2917 KynoH
19.01.2007  WpkyTckas o6n., 01 700 12.90 KymoH
19.01.2007  AkyTus, 05 2000 40.33 KynoH
20.01.2007  MUA, 01 2200 32.55 KynoH
21.01.2007  Mocksa 39 5000 252.05 KymnoH
23.01.2007  MM3, 01 750 18.51 KynoH
23.01.2007  MockoBckas 06n., 04 9600 263.28 KymnoH
24.01.2007  MKB 01 500 13.09 KynoH
24.01.2007  MKB 01 500 13.09 KynoH
24.01.2007  O®3 25059 8985 136.65 KynoH
24.01.2007  O®3 25057 40817 753.05 KynoH
25.01.2007  COHO3 6akk, 01 1000 23.06 KynoH
25.01.2007  AK BAPC, 02 1500 61.71 KynoH
25.01.2007  BHewtoprbank 05 15000 231.86 KynoH
25.01.2007  EBPP, 02 5000 61.33 KynoH
25.01.2007  MotoBunux. 3aBofpl, 01 1500 74.79 KymnoH
25.01.2007  PXA, 05 10000 332.59 KynoH
25.01.2007  Cesepcranb-Asto, 01 1500 84.14 KymoH
25.01.2007  Cesepcranb-AsTo, 01 1500 1500.00 odbepTa
26.01.2007  YXK, 01 500 12.47 KynoH
26.01.2007  YXK, 01 500 500.00 odepTa
26.01.2007  3®KO, 02 1500 78.53 KynoH
26.01.2007  3®KO, 02 1500 1500.00 odepTa
28.01.2007  Mocksa 47 5000 126.03 KyrnoH
30.01.2007  Mocksa 41 5000 252.05 KynoH
31.01.2007  O®3 25060 14898 21543 KynoH
31.01.2007  O®3 25058 40655 638.56 KynoH
01.02.2007  A/DKK 02 1500 83.18 KynoH
01.02.2007  AMXKK, 04 900 19.74 KynoH
01.02.2007  Buktopus-®uHaHc, 01 1500 74.05 KyroH
01.02.2007  Buktopus-®uHaHc, 01 1500 1500.00 ocbepTa
01.02.2007  lasnpombaHk, 01 1500 53.10 KymnoH
01.02.2007  HNK 01 500 31.04 KynoH
04.02.2007  Tatrenekom, 03 600 17.38 KymoH
05.02.2007  AHAO, 01 1800 90.74 KynoH
06.02.2007  MUA, 02 1000 23.68 KynoH
06.02.2007  MUA, 02 1000 1000.00 odepTa
07.02.2007  UckutumuemenT 02 500 15.58 KyrnoH
07.02.2007  tOTK, 02 1500 78.53 KynoH
07.02.2007  HOTK, 02 1500 1500.00 noraLueHue
07.02.2007  O®3 27020 8800 438.79 KynoH
08.02.2007  TA3MPOM A6 5000 180.01 KynoH
08.02.2007  TOM-KHUTA, 01 700 39.62 KynoH
08.02.2007  TOM-KHUTA, 01 700 700.00 odepTa
08.02.2007  TpaHcaapo-PuHaHchl, 01 2500 145.23 KymnoH

Wctoununkn: REUTERS, pacyeTbl BaHka MockBbl
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Pyb6neBble obnurayuu 7 7 16 saHBapa 2007 r.

OMUTEHTDI OBBbEMbI MOrALUEHME/ BbIKYN LEHA W3MEHEHMUE,% OOXOOHOCTb,% [OIPALUA
M?_I(:Oz% M?'libs;g KynoH,%  TloraweHve Odpepra MH;M::T' Mokynka [Mpopaxa AeHb Hepens mecsy HKO Tekywas Knoraw. Kodepre [wop. net. Moga. giop

Utorun TOpProB rocyfapCTtBeéHHbIMU o6nuraumammn

OBP 02 9.9 - - 23.06.2009 15.03.2007 99.33 98.72 99.36 0.02 0.34 0.43 - - 028 427 0.16 0.16
OBP 03 0.0 - - 22.09.2009 15.06.2007 98.03 98.00 98.05 0.01 0.19 -1.97 - - 0.74 494 041 0.39
0®3 25057 52 40817 7.40 20.01.2010 - 103.98 103.70 104.00 0.22 -0.24 029 1662 7.12 6.08 - 2.69 2.54
O®3 25058 0.0 40655 6.30 30.04.2008 - 100.81 100.63 100.99 0.00 -0.13 0.08 1295 6.25 5.76 - 1.23 1.17
0?3 25059 54 41000 6.10 19.01.2011 - 99.98 99.95 100.00 0.03 0.00 027 1370 6.10 6.25 - 3.54 3.33
0®3 25060 19.0 40733 5.80 29.04.2009 - 99.72 99.70 99.76 -0.05 0.02 005 1192 582 6.06 - 2.13 2.01
0?3 26198 132.2 42117 6.00 02.11.2012 - 97.95 97.70 9820 0.05 -0.25 0.33 11.84 6.13 6.43 - 5.01 4.70
O®3 27019 0.0 8800 10.00 18.07.2007 - 103.05 102.10 104.00 0.00 0.00 -0.43 4932 9.70 3.87 - 0.48 0.46
0®3 27020 0.0 8800 10.00 08.08.2007 - 104.10 102.33 0.00 0.00 0.00 -0.01 4356 9.61 2.61 - 0.54 0.53
0w®3 27025 0.0 25806 6.00 13.06.2007 - 100.30 100.25 100.34 0.00 0.08 -0.31 542 598 5.36 - 0.40 0.38
O®3 27026 0.0 16000 7.00 11.03.2009 - 101.30 101.00 101.60 0.00 -0.15 0.30 6.33 6.91 6.04 - 2.01 1.90
O®3 46001 22.8 60000 10.00 10.09.2008 - 103.75 103.70 103.80 -0.05 -0.10 -0.52 9.04 964 5.81 - 0.87 0.82
0®3 46002 1.1 62000 9.00 08.08.2012 - 109.99 109.99 110.15 -0.04 -0.24 068 37.48 8.18 6.23 - 3.93 3.70
O®3 46003 0.6 37298 10.00 14.07.2010 - 110.65 110.65 110.90 -0.09 -0.09 0.14 4932 9.04 6.14 - 2.57 242
O®3 46005 0.0 27477 0.00 09.01.2019 - 46.69 46.00 47.64 000 000 152 0.00 000 7.02 - 11.22  10.49
0®3 46014 0.7 58290 9.00 29.08.2018 - 109.25 109.25 109.30 0.00 -0.32 0.37 30.58 8.24 6.42 - 5.31 4.99
O®3 46017 2246 80000 8.50 03.08.2016 - 106.38 106.32 106.38 0.08 -0.33 0.33 1421 7.99 6.50 - 6.57 6.17
0?3 46018 0.0 62878 9.00 24.11.2021 - 111,75 111.70 111.80 0.00 -0.21 040 8.14 8.05 6.52 - 8.63 8.10
O®3 46020 0.0 30000 6.90 06.02.2036 - 102,70 0.00 0.00 0.00 -0.29 057 2873 6.72 6.80 - 12.63 11.83
Bcezo 421.5 589793

WcTounnkn: REUTERS, pacyetbl BaHka MockBbl
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Pyb6neBble obnurayuu 16 saHBapa 2007 r.

OMUTEHTDI OBbEMbDI NMOrALUEHUE/ BbIKYT LUEHA W3MEHEHUE,% [OOXOAHOCTb,% [OIPALIUA
fﬂioi% MonibgyS KynoH,%  MoraweHune Odepra MT:::T' Mokynka Mpopaxa AEHb Hepens Mecsily HKO Tekywas Krnoraw. Kodepte [iop. net. Mog. aop

Utorn TOpProe MyHuuunarnbHbIMU obnurauuamm

Bonrorpag, 01 0.00 400 9.70 17.07.2008 - 10250 0.00 0.00 0.00 -049 -024 2339 946 7.82 - 139  1.29
KasaHb, 02 0.00 1000 10.00 11.04.2007 - 100.70 100.50 100.90 0.00 0.10 0.18 1.10 9.93 7.01 - 024 022
KpacHosipck, 05 0.00 1000 8.50 18.10.2008 - 101.95 101.01 102.88 0.00 -0.05 3.38 20.73 8.34 6.86 - 164 154
Hosocnbupck, 03 0.00 1000 13.00 14.07.2009 - 111.13 11051 111.75 0.00 126 -176 214 1170 7.36 - 222 207
Tomck, 01 0.00 300 12.00 22.11.2007 - 103.98 000 10398 0.00 000 142 6.97 1154 733 - 0.81 0.76
Ydpa, 04 0.00 500 10.03 03.06.2008 - 103.25 103.15 103.35 0.00 -0.39 0.05 1126 9.71 7.64 - 1.31 1.22
WTtorn ToproB cy6denepanbHbIMM o6nurauusamm

BalkopToctaH, 04 0.00 500 8.02 13.09.2007 - 100.80 0.00 000 0.00 000 010 27.03 7.96 6.85 - 0.64 0.60
Benropoackas o6n., 04 0.53 320 14.00 29.04.2008 - 106.90 106.40 106.90 -0.09 -0.19 -3.86 29.92 13.10 8.00 - 120 1.1
Benropoackas 06n, 31001 0.00 2000 8.38 10.11.2010 - 101.58 101.45 101.70 0.00 0.00 -0.12 14.00 825 8.13 - 327  3.02
Bonrorpapackas 0611, 01 0.04 600 11.99 11.06.2009 - 103.90 103.90 104.15 -0.43 0.00 1051 11.54 8.23 - 135 125
Bonrorpapackas o6n. 35001 = 0.00 700 12.00 17.06.2010 - 105.35 105.15 10555 0.00 -1.36 142 822 1139 8.03 - 176  1.63
Boporexckas 0611. 01 1.06 600 13.00 15.12.2007 - 105.00 105.00 105.50 0.00 -0.28 -0.47 11.75 1238 7.50 - 0.87 0.81
Boponexckas 0611. 02 0.00 500 13.00 18.06.2009 - 109.90 109.00 110.80 0.00 -0.54 -0.45 10.68 11.83 7.77 - 216  2.01
Wpkytckas obn., 01 0.00 700 10.50 22.07.2007 - 10125 0.00 0.00 000 013 -0.09 18.02 10.37 7.63 - 049 046
MpkyTckas o6n. 31001 0.39 1500 9.50 17.12.2009 - 101.52 101.52 101.84 -028 0.10 0.00 495 9.36 828 - 156  1.44
MpkyTckas o6n, 31002 0.00 900  8.00 23.10.2008 - 99.81 99.66 9995 000 0.00 -0.15 14.38 8.02 8.17 - 0.97 0.90
Kanyxckas o6n., 01 0.00 300  9.00 24.12.2007 - 0.00 0.00 0.00 0.00 542

Kapenusi, 34009 0.00 2000 8.40 02.06.2010 - 100.14 0.00 0.00 -99.00 000 -0.16 921 839 8.11 - 2,68 248
Kuposckas 061, 01 0.00 400  8.39 22.12.2008 - 100.65 100.50 100.80 0.00 0.05 0.05 3.72 834 8.14 - 137 1.26
Komn, 05 0.01 500 13.00 24.12.2007 - 105.58 105.58 10594 -0.51 -0.19 -0.14 7.84 1231 6.99 - 0.89 0.84
Komn, 06 64.96 700 13.50 14.10.2010 - 116.00 11590 116.05 0.00 0.09 -0.39 3440 1164 7.16 - 3.06 2.86
Komu, 07 3.24 1000 10.00 22.11.2013 - 108.00 104.80 108.40 0.00 262 -287 1452 926 7.53 - 490 456
Komu, 08 0.00 1000 9.00 03.12.2015 - 96.61 9518 100.80 0.00 0.00 -0.27 3255 932 8.12 - 595 550
Koctpomckas o6n., 04 0.00 800 12.00 11.03.2008 - 104.27 0.00 10550 0.00 -0.24 -127 1118 1151 7.45 - 1.09  1.01
KpacHosipckui kp, 34003 2.68 3000 7.00 01.10.2008 - 99.67 9946 99.70 002 -0.05 028 1975 7.02 7.00 - 115  1.08
KpacHogapckwit kpaii, 01 7.57 1000 10.00 15.05.2007 - 100.96 100.93 100.96 -0.04 -0.20 -028 16.99 9.90 6.90 - 0.33  0.31
JlennHrpapackas o6n., 02 0.00 800 14.01 08.12.2010 - 12550 122.02 0.00 0.00 121 -116 1228 11.16 6.61 - 320  3.00
Jlenunrpapckas o6n. 03 0.16 1300 12.50 05.12.2014 - 128.65 128.65 138.00 -1.15 1.44 -0.31 1062 9.72 7.45 - 555 516
Mockosckas 06r., 03 0.00 1000 11.00 19.08.2007 - 102.95 102.80 103.10 0.00 0.00 -0.42 4460 1068 592 - 057 053
Mockosckas o6n., 05 180.75 12000 10.00 30.03.2010 - 107.45 107.40 107.45 0.01 -0.20 042 2137 931 6.60 - 2.1 1.98
Mockosckasi 061., 04 0.00 9600 11.00 21.04.2009 - 109.65 000 0.00 0.00 -0.15 0.25 2501 10.03 6.55 - 2.00 1.88
Mockosckas o6n., 25006 1.08 12000 9.00 19.04.2011 - 107.65 107.61 107.72 0.03 -0.16 0.27 2047 8.36 7.01 - 359 3.36
Hwxeropoackas o6n. 02 37.46 2500 10.24 02.11.2008 - 103.17 103.17 103.33 0.15 -0.43 -0.19 20.76 9.93 7.05 - 1.04 097
Hosocubupckas o6n. 02 243 2000 13.30 29.11.2007 - 105.01 105.01 10520 0.10 -043 -024 16.76 12.67 7.51 - 0.83 0.77
Camapckas o6n., 02 0.00 2000 6.82 09.09.2010 - 98.72 0.00 100.16 0.00 -0.30 030 598 691 7.42 - 324  3.02
Camapckas o6n., 03 29.08 4500 7.60 11.08.2011 - 101.21 101.21 101.25 -99.00 -0.31 0.64 1249 751 7.49 - 386  3.59
Teepckast 0611., 03 0.00 800  7.95 30.11.2008 - 100.29 100.05 100.52 0.00 0.03 0.27 9.80 7.93 8.01 - 175  1.62
Tomckas 06n., 03 0.00 600 10.00 13.10.2007 - 102.03 101.80 10225 0.00 -0.10 -0.75 2575 9.80 7.25 - 072 0.67
Tomckas o6n, 34026 0.00 900  8.00 09.11.2009 - 99.49 99.28 9970 000 0.10 0.10 1468 804 7.5 - 213 1.98
Tynbckasi 06n., 31001 0.00 1500 8.50 28.06.2009 - 102.81 102.61 103.00 -99.00 -0.52 0.39 3.96 827 7.44 - 224  2.08
Yamyprckas pecr, 01 0.00 1000 8.20 27.12.2008 - 10045 100.35 100.54 0.00 -0.05 -024 427 816 8.10 - 184 1.70
Xabaposckui kpait, 06 0.00 1000 8.00 24.11.2009 - 100.73 100.49 100.97 0.00 -0.17 010 11.40 7.94 735 - 1.81 1.69
XMAO, 02 0.00 5000 12.00 27.05.2008 - 107.77 0.00 107.77 0.00 0.00 -0.08 16.44 11.13 6.06 - 128  1.21
Yysaiums, 03 0.00 500 9.50 13.04.2007 - 100.62 100.40 0.00 0.00 -0.03 0.00 1.04 944 6.88 - 024 0.23
Yysaiwms, 04 0.00 750 12.33 27.03.2009 - 110.01 10850 0.00 0.00 0.00 0.01 3750 11.21 7.44 - 194  1.80
Yysaiuwms, 05 0.00 1000 7.85 05.06.2011 - 101.90 101.80 102.00 -99.00 0.00 0.22 860 7.70 7.47 - 378 3.51
Akytns, 03 0.00 800 12.00 17.06.2008 - 106.11 105.22 107.00 0.00 -1.12 -1.10 8.88 1131 7.64 - 132 123
Akytns, 05 0.00 2000 8.00 21.04.2007 - 101.95 000 000 0.00 000 157 1929 7.85 0.58 - 026 0.26
Axkyns, 06 0.12 2000 10.00 13.05.2010 - 107.38 107.20 107.38 0.24 -0.12 0.33 16.44 931 7.18 - 239 223
Axkytust, 35001 0.00 2500 7.95 11.04.2013 - 102.35 000 000 0.00 000 064 1917 7.77 7.61 - 426  3.96
AHAO, 01 0.00 1800 10.00 03.08.2008 - 104.76 10455 10496 0.00 0.00 -028 4466 9.55 6.83 - 142 133
Apocnasckas o6n., 02 0.00 1000 12.78 03.07.2007 - 103.90 101.95 0.00 0.00 083 -035 455 1230 4.29 - 046 044
Apocnasckas o6n., 04 0.00 1000 10.50 26.05.2009 - 107.70 000 000 0.00 151 -100 1496 9.75 6.72 - 214 2.00
fApocnasckas o6n., 05 0.00 500 7.75 30.12.2008 - 99.50 99.30 99.70 0.00 000 -0.35 361 7.79 8.06 - 185  1.71
Mocksa 42 0.00 3000 10.00 13.08.2007 - 10420 0.00 10420 0.00 0.00 0.00 17.26 9.60 2.64 - 056 0.54
Mocksa 31 0.00 5000 10.00 20.05.2007 - 101.62 0.00 102.00 0.00 0.00 -0.39 1534 9.84 530 - 034 0.32
Mocksa 40 0.00 4000 10.00 26.10.2007 - 10252 0.00 10320 0.00 -0.68 -0.58 6.30 975 6.36 - 067 0.63
Mocksa 43 0.00 5000 10.00 17.05.2008 - 107.00 000 0.00 0.00 000 -093 16.16 9.35 465 - 125 1.20
Mocksa 29 0.00 5000 10.00 05.06.2008 - 105.05 104.70 10540 0.00 -0.28 -0.33 1123 952 6.24 - 132 124
Mocksa 36 0.00 4000 10.00 16.12.2008 - 106.20 108.00 0.00 0.00 -212 046 822 942 661 - 179 168
Mocksa 47 0.00 5000 10.00 28.04.2009 - 107.37 0.00 112.00 0.00 0.00 -0.69 2164 931 6.03 - 204 1.93
Mocksa 41 0.01 5000 10.00 30.07.2010 - 108.20 108.00 10820 0.00 0.00 0.09 4630 924 6.40 - 298 2.80
Mocksa 38 0.00 5000 10.00 26.12.2010 - 112.28 112.20 112.35 0.00 -0.06 -0.16 548 891 6.53 - 338  3.17
Mocksa 39 0.00 5000 10.00 21.07.2014 - 109.90 000 0.00 0.00 -0.35 0.77 4877 9.10 6.68 - 549 515
MockBsa 44 122.52 20000 10.00 24.06.2015 - 110.10 109.96 110.10 0.09 -0.18 0.60 6.03 9.08 6.66 - 6.22 584
Bcero 144870

Mctounnkn: REUTERS, pacueTtbl BaHka Mockebl
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Pyb6neBble obnurayuu

OMUTEHTbI

HedbTb 1 ras
FA3IMPOM A3
FA3MNPOM A4
FA3MNPOM A5
FA3MNPOM A6
Tykovin 02
HIK UTEPA
Mocob6bnras, 01
PyccHedTb, 01
YamypTHIT, 01

OneKTpo3IHepreTMka
BawuknpaHnepro, 02
BawkupaHepro, 03
M'vopoOrK, 01
IeHaHepro, 01
MarHe3uT, 01
MocaHepro, 02

PKC, 01
CepanosaHepro, 01
TaTtaHepro, 01

®CK E3C 03

®CK EJC, 01

®CK E3C, 02

CBs3b
Bonratenekom 03
BonraTtenekom 02
Hanbceasb, 02
Lanbceasb, 03
MITC, 04

MITC, 05

MeradoH

MeradoH, 03
PTK-NN3WHT, 04
CubuvpbTenekom, 04
CubupbTenekom, 05
CwubupbTenekom, 06
CwubupbTenekom, 07
C3 Tenekom, 02

C3 Tenekom, 03
CMAPTC, 02
CMAPTC, 03
TatTtenekom, 03
YPCW 04

YPCW 05

YPCW 06

YPCW, 07
LleHTpTenekom 04
LlenTp. Tenerpad, 03

MeTannyprus
AmypmeTann, 01
VHMPOM, 02
VHMPOM, 03
MavpWHBecT, 01
MawupUWHBecT, 02
Makcu-I'pynn, 01
M3 um. Ceposa, 02
HM3 um. KyabmuHa, 01
HCMMS3, 01

OMK, 01

Pycan ®uH 02
PycAn®uH, 03
CsoboaHbin cokon, 02
CI MEYEN, 01

CI' MEYET, 02
CesepcTtans, 01
TO MEYEN 01
TMK, 02

TMK, 03
Tynayepmet 02
yTnas, 01

© BaHk MockBbl

OBbLEMbI
O6oporT, Ob6vem,
MIH. py6.  mnpa. py6.
0.00 10000
5.21 5000
0.00 5000
0.00 5000
0.06 6000
0.00 2000
0.00 1000
16.39 7000
0.00 1500
0.00 500
4.02 1500
1.55 5000
2.16 3000
0.00 1500
0.01 5000
0.00 1500
2.00 500
0.00 1500
9.13 7000
0.00 5000
52.85 7000
30.75 2300
16.52 3000
0.00 2000
0.00 1500
0.00 1000
0.00 1500
0.00 1500
0.00 3000
23.04 2250
2.05 2000
0.00 3000
0.00 2000
47.35 2000
0.00 1500
0.00 3000
1.68 500
6.78 1000
0.00 600
0.00 3000
0.51 2000
0.00 2000
44.31 3000
11.06 5623
0.00 700
7.42 1500
3.22 3500
4.70 5000
0.10 1500
0.00 1000
0.77 1300
0.10 500
0.00 1000
7.29 3000
0.00 2000
0.00 1200
0.00 1000
0.00 3000
0.00 5000
0.00 6000
0.00 600
0.00 2000
17.02 5000
0.00 3000
0.00 3000
3.02 3000
0.00 5000
0.00 1000
7.60 3000

MNOrALIEHUE/ BbIKYN

KynoH,%

8.1

Moraluexvie Odepra

18.01.2007 -
10.02.2010 -
09.10.2007 -
06.08.2009 -
17.11.2009 -
07.12.2007 -
21.12.2008
10.12.2010 12. 12 2008
01.09.2008 -

22.02.2007 -
09.03.2011 19.03.2009
29.06.2011 -
19.04.2007 -
18.12.2008 21.06.2007
18.02.2016 23.02.2012
15.04.2009 17.10.2007
01.03.2007 -
13.03.2008 -
12.12.2008 -
18.12.2007 -
22.06.2010 -

30.11.2010
30.11.2010 04. 12 2008
30.05.2012 02.06.2010
03.06.2009 -
22.04.2009 25.04.2007
25.05.2010 29.05.2007
11.04.2007 -
15.04.2008 -
08.04.2008 -
05.07.2007 -
25.04.2008 -
16.09.2010 23.09.2008
20.05.2009 -
03.10.2007 -
24.02.2011 28.02.2008
26.06.2007 -
29.09.2009 02.10.2007
06.05.2007 -
01.11.2007 -
17.04.2008 -
17.11.2011 20.11.2008
13.03.2012 17.03.2009
21.08.2009 -
01.04.2009 -
07.02.2007

10.10.2009 -
09.12.2009 -

26.02.2009

15.07.2010 19. 07 2007
18.05.2011 23.05.2007
03.04.2007 -
16.12.2008 -
12.03.2009 13.09.2007
27.02.2009 -
14.02.2010 16.08.2007
19.05.2008 -
12.06.2008 -
20.05.2007 -
21.09.2008 -
22.11.2007 -
22.11.2007 -
12.06.2013 16.06.2010
28.06.2007 -
12.06.2009 -
24.03.2009 30.03.2007
15.02.2011 19.02.2008
02.12.2007 -
16.06.2010 25.04.2008

WHpvkaT.
ueHa

100.00
104.20
101.01
100.83
100.92
101.04
102.85
98.79

100.27

100.02
99.92
103.35
100.49
100.55
101.05
100.65
100.10
101.65
100.32
102.18
103.63

102.50
101.20
102.58
101.30
100.49
100.55
100.90
102.50
100.16
102.45
101.85
100.10
101.85
100.21
102.20
100.10
98.50

LEHA

Mokynka

0.00
104.16
101.01
100.71
100.92
100.90
102.75
98.51
0.00

0.00
99.92
103.25
100.37
100.40
100.76
100.50
0.00
101.30
100.30
101.96
103.61

102.41
101.11
102.30
101.00
100.00
0.00
100.41
0.00
0.00
102.44
101.75
0.00
0.00
100.04
0.00
100.09
98.00
100.80
102.05
101.70
100.50
101.07
114.15
0.00
100.16
101.81
103.25

101.40
0.00
100.66

Mpopaxa

0.00
104.40
101.20
100.94
101.15
101.17
102.95
98.79
100.60

100 98

100.35
102.50
101.95
0.00
101.95
100.38

100 10
99.93
101.85
102.15

N3MEHEHME,%

fieHs Hepens  mecsil

0.00 -0.22 0.12
-0.24 -0.05 0.19
-0.10 0.05 -0.25
0.00 -0.11 0.11
-0.28 -0.30 0.50
0.00 0.00 0.00
0.00 0.00 0.83
-0.31 -0.59 -0.31
0.00 0.00 0.20
0.00 0.00 -0.48
-0.05 -0.03 0.13
0.04 -0.04 0.39
0.00 -0.11 0.10
0.00 -0.02 -0.12
029 -0.23 0.34
0.00 -0.06 -0.04
-040 0.00 -0.22
0.00 0.00 -0.05
0.02 -0.15 045
0.00 0.00 -0.50
-0.02 -0.19 0.44
0.01 0.04 0.15
020 -0.49 0.20
0.00 -0.15 0.15
0.00 046 -0.11
0.00 -0.10 0.00
0.00 0.00 -0.17
0.00 0.00 -0.15
0.00 -0.10 0.05
0.06 0.05 -0.15
-0.04 -0.11 -0.48
0.00 -0.11 0.02
0.00 0.00 -0.30
-0.15 0.00 0.20
0.00 0.00 0.28
0.00 0.00 -0.21
024 -013 0.29
-0.51 051 -0.96
0.00 -0.22 -048
0.00 -0.27 -0.24
0.02 -0.12 -0.10
0.00 -0.05 0.15
0.00 0.05 -0.15
0.04 -0.57 0.66
0.00 0.00 0.25
-0.02 -0.11 -0.20
019 -0.22 0.07
0.07 -0.26 0.41
0.00 -0.29 -0.10
0.00 0.00 -0.15
030 -0.23 -0.12
012 0.00 -0.24
0.00 0.15 0.29
031 -0.61 0.82
0.00 -0.30 -0.02
0.00 -0.40 0.10
0.00 0.00
0.00 0.05 -0.29
0.00 0.00 0.41
0.00 0.10 -0.10
0.00 0.00 200
0.00 0.00 0.01
-0.05 -0.05 0.19
0.00 045 -0.60
0.00 0.00 0.22
-0.05 0.05 -0.20
0.00 0.15 0.04
0.00 0.00 0.00
-0.05 -0.15 -0.20

ExefHeBHbI# 0630p AONTOBbLIX PbIHKOB

16 AnBapsa 2007 r.

AOXOAHOCTb,% AIOPALUA
HKO Tekywas Krnoraw. Kodepte [iop. net. Mog. aop
39.33 8.11 7.80 - 0.01 0.01
3423 7.89 6.79 - 2.70 2.53
20.14 750 6.22 - 0.71 0.67
30.08 6.89 6.70 - 2.32 217
1092 7.18 7.00 - 2.59 242
1042 9.65 8.68 - 0.87 0.80
495 1045 8.86 - 1.42 1.30
7.86 9.36 - 10.20 1.78 1.62
11.71  9.47 9.65 - 1.51 1.38
37.48 9.50 9.02 - 0.10 0.10
3.64 831 - 8.60 2.01 1.85
244 784 7.34 - 3.83 3.57
2471 10.20 8.11 - 0.26 0.24
6.75 9.80 - 847 043 0.40
28.71 7.57 - 753 421 3.92
23.65 9.64 - 895 0.73 0.67
43.16 11.49 10.24 10.24 0.12 0.11
3252 949 828 - 1.09 1.01
6.03 7.08 7.03 - 1.81 1.69
6.51 8.61 6.42 - 0.90 0.85
452 796 7.16 - 3.06 2.85
955 829 7.65 - 2.58 2.40
9.21 8.10 - 762 177 1.65
9.70 8.63 - 8.10 292 2.70
942 849 792 - 1.63 1.51
15.95 7.07 - 520 027 0.26
10.92 8.26 - 6.71 0.37 0.34
2441 920 528 - 0.24 0.22
2281 9.02 7.23 - 1.19 1.1
12.86 8.79 8.75 - 0.79 0.73
3.77 1220 7.07 - 0.47 0.44
20.16 9.03 7.78 - 1.21 1.13
2495 7.84 7.86 1.58 1.46
12.80 8.49 7.92 - 2.15 1.99
173 748 7.25 - 0.49 0.46
11.66 9.05 - 738 1.07 0.99
7.67 13.99 13.66 0.44 0.39
40.18 14.31 - 16.98 0.68 0.58
2253 11.60 7.49 - 0.30 0.28
2025 9.78 7.33 - 0.77 0.72
2216 9.02 7.70 - 1.19 1.1
11.91 815 - 7.99 1.74 1.61
2716  8.31 - 8.00 1.98 1.83
56.33 12.09 7.83 - 219 2.03
321 973 997 - 2.01 1.83
45.74 10.48 7.45 - 0.06 0.06
29.56 10.67 7.88 0.71 0.65
8.14  9.69 8.33 - 1.70 1.57
36.78 9.66 9.25 - 1.90 1.74
52.47 10.57 - 8.40 0.48 0.44
15.83 10.59 - 765 0.35 0.33
438 1226 10.72 - 0.21 0.19
14.20 10.77 10.73 - 0.84 0.76
3791 11.54 - 15.89 0.63 0.55
3260 8.85 9.56 - 1.92 1.75
4581 11.04 - 12.00 0.56 0.50
153 1.16 13.05 - 1.33 1.18
9.83 9.04 8.00 - 1.34 1.24
1227 797 6.81 - 0.34 0.32
2288 719 7.24 - 1.58 1.48
17.06 11.74 11.95 - 0.82 0.74
799 561 8.13 - 0.84 0.78
598 8.31 - 8.20 3.03 2.80
399 805 6.58 - 0.45 0.42
467 590 8.90 - 2.27 2.09
30.68 10.02 - 6.57  0.20 0.19
31.80 7.92 - 7.69 1.04 0.97
11.75 975 9.90 - 0.86 0.78
6.77  9.30 - 7.90 1.22 1.13

McTounnkn: REUTERS, pacyetbl BaHka Mocksbl
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Pyb6neBble obnurayuu 16 saHBapa 2007 r.

OMUTEHTDI OBbEMbI MOrALUEHUME/ BbIKYI LUEHA MW3MEHEHUE,% O0OXOOHOCTb,% [OHPALUA
n?nioizg MJ?pG[:[]_’ep’\ynyﬁ_ KynoH,%  TlMoraweHve Odbepra Mr:ﬁ:::r. Mokynka [lpopaxa  AeHb Hepena  mecsu HKO Tekywas Krnoraw. Kodepre [wop.net. Moga. aop
MawmHocTpoeHue
AsToBa3, 02 0.00 3000 9.20 13.08.2008 14.02.2007 100.12 100.05 100.18 0.00 -0.02 0.03 3831 9.19 - 750 0.08 0.08
AsToBas, 03 0.26 5000 7.80 22.06.2010 26.06.2007 100.10 100.10 100.20 -0.15 0.20 0.15 4.27 7.79 - 7.53 0.44 0.41
Baroxmauy, 01 0.74 300 13.50 19.06.2008 - 104.00 100.25 104.00 -0.29 0.29 -1.55 9.25 1298 10.67 - 1.34 1.21
BKM-®uHaHc, 01 0.00 1000 9.75 04.06.2008 - 100.00 0.00 0.00 0.00 0.00 -0.10 1068 9.75 9.97 - 1.32 1.20
Bonrabypmatu 01 0.00 600 11.00 08.10.2008 - 99.60 9940 9960 0.10 0.00 -0.10 28.93 11.04 5.08 - 1.60 1.52
[as-duHanc, 01 16.01 2000 8.49 08.02.2011 12.02.2008 100.10 100.02 100.12 0.03 -0.03 0.12 3559 848 - 8.56 1.02 0.94
I'T-T3U 3Hepro 03 0.05 1500 10.45 18.04.2008 - 100.14 100.02 100.14 -0.08 0.12 0.10 2491 1044 10.57 - 1.18 1.07
EMK 01 0.00 1000 9.35 02.10.2008 04.10.2007 99.00 98.90 0.00 0.00 -0.27 0.07 26.13 9.44 - 11.08  0.70 0.63
MxAsTo, 01 5.21 1200 10.70 14.03.2007 - 99.92 9990 99.98 0.02 0.01 0.09 36.35 10.71 10.82 - 0.16 0.14
Wxmaw, 02 0.32 1000 13.55 17.06.2008 - 100.15 100.00 100.89 -0.73 0.77 0.12 10.02 13.53 - 1.33 1.17
WHTerpa duHaHc, 01 0.00 2000 10.50 20.03.2009 - 99.52 0.00 100.20 0.00 -0.75 -0.25 33.08 10.55 11.03 - 1.94 1.75
MPKYT 03 2.16 3250 8.74 16.09.2010 - 103.90 103.90 104.00 -0.13 -0.12 0.41 27.78 841 7.64 - 3.15 2.92
KAMA3-®unanc, 02 25.00 3000 8.45 17.09.2010 19.09.2008 100.05 99.90 100.17 -0.08 0.00 0.13 26.62 845 - 8.58 1.56 1.44
Kpuorenmaw, 02 0.00 500 9.75 08.07.2008 10.07.2007 100.02 0.00 100.10 0.00 0.00 -0.26 1.60 9.75 - 9.70 048 0.44
Mul-®uHatnc, 01 0.00 1000 10.50 03.06.2009 06.06.2007 100.91 0.00 101.15 0.00 0.09 -0.44 1151 10.41 - 8.01  0.39 0.36
MoTosunux. sasogbl, 01 0.00 1500 10.00 22.01.2009 26.07.2007 100.43 100.25 100.60 0.00 -0.27 045 4712 9.96 - 9.35 0.50 0.46
MotopocTpoutens, 01 0.50 800 12.00 19.03.2009 20.09.2007 100.00 0.00 100.30 -0.93 094 -0.15 38.14 12.00 - 1229 0.65 0.58
M3, 01 0.00 750 9.90 21.07.2009 24.07.2007 100.50 0.00 0.00 0.00 010 0.20 2251 9.85 - 9.20 0.50 0.46
MpowmtpakTop, 01 0.01 1500 9.75 03.07.2008 12.07.2007 99.30 99.30 9990 0.30 -0.70 0.11 267 9.82 - 11.28 0.49 0.44
Pocsepton, 01 0.00 800 9.30 26.05.2009 27.11.2007 100.35 100.20 100.50 0.00 -0.10 0.05 1223 9.27 - 9.04 0.84 0.77
Cantot-OHeprus, 01 0.55 3000 9.80 25.12.2007 - 99.90 99.85 100.00 0.00 -0.14 0.14 537 9.81 10.15 - 0.92 0.83
HMO CATYPH, 01 0.00 1500 9.00 23.03.2008 24.03.2007 100.00 99.90 100.10 0.00 -0.20 0.10 28.36 9.00 - 8.75 0.19 0.17
Cesepcrans-asTo, 01 0.00 1500 11.25 21.01.2010 25.01.2007 100.10 0.00 100.10 -0.03 -0.47 0.00 53.01 11.24 - 7.21 0.03 0.03
COK-AsTokomn., 01 0.00 1100 12.32 24.04.2008 - 99.92 99.85 99.99 0.00 -0.15 0.50 27.34 1233 1247 - 1.19 1.06
CrpownTpaHcras, 01 0.00 3000 9.60 25.06.2008 - 101.02 0.00 101.90 0.00 -0.39 0.20 5.00 9.50 9.02 - 1.38 1.26
TB3, 03 0.00 1000 9.25 18.06.2010 20.06.2008 100.60 100.40 100.80 0.00 0.00 -0.30 6.08 9.19 - 8.98 1.37 1.25
TpaHcmaluxonaur, 01 0.00 1500 1.00 01.12.2007 - 9239 91.02 9480 000 533 -580 1.23 1.08 10.57 - 0.87 0.79
YpansaroHsasog, 01 3.09 2000 9.40 30.09.2008 - 100.60 100.50 100.70 0.30 -0.30 0.25 26.78 9.34 9.20 - 1.58 1.45
YpansaroHsasop 02 4.26 3000 9.35 05.10.2010 03.10.2007 100.40 100.30 100.50 0.05 -0.05 -0.05 26.38 9.31 - 8.92 0.69 0.64
[ob6biBalowas NPOMbILLNEHHOCTb
BernoH-®uHanc, 01 0.00 1500 9.10 03.06.2009 - 100.50 0.00 0.00 0.00 0.00 0.10 997 9.05 9.05 - 2.18 2.00
CY3K, 02 0.00 1000 8.50 15.02.2007 - 99.98 99.90 100.05 0.00 0.00 0.10 1397 8.50 8.68 - 0.08 0.08
XanneHg Mong ®uHane, 01 - 11,12 750 12.75 02.04.2008 - 99.65 99.56 99.65 0.10 -0.20 -0.10 4.19 1279 13.72 - 1.14 1.00
MoTpebutenbckuii cekTop
Anagyuiku 01 0.02 500 12.00 08.03.2007 - 100.05 100.00 0.00 -0.05 -0.02 0.07 4274 11.99 11.17 - 0.14 0.13
ApHecT®uHanc, 01 0.00 600 10.30 29.04.2009 25.04.2007 100.00 100.00 100.20 0.00 0.00 0.00 23.14 10.29 - 9.70 0.27 0.25
Bantuka, 01 0.00 1000 8.75 20.11.2007 - 99.90 0.00 0.00 0.00 -0.70 647 8.75 8.93 - 0.90 0.83
Bantumop-Hesa, 02 0.00 800 11.25 15.05.2008 17.05.2007 99.81 99.76 99.85 0.00 0.00 -0.18 18.49 11.27 11.64 0.33 0.30
Bumm-Buninb-fanH, 02 71.57 3000 9.00 15.12.2010 - 103.27 103.20 104.00 0.07 0.00 -0.29 6.41 8.72 8.17 - 3.38 3.12
I'pynna OCT, 02 4.95 1000 12.90 08.05.2008 10.05.2007 97.70 97.50 97.70 -0.31 0.72 340 23.68 13.20 - 0.32 0.26
Dxen-3cp-Cu, 02 0.00 1200 5.00 04.12.2007 05.06.2007 99.85 0.00 0.00 0.00 0.00 -0.10 562 5.01 - 537  0.39 0.37
Hupan-MHBecT, 01 0.00 1000 10.80 16.05.2007 - 100.26 100.02 100.50 0.00 0.25 -0.55 18.05 10.77 9.81 - 0.33 0.30
WHmapko, 01 0.00 1000 10.50 19.12.2008 - 100.00 0.00 0.00 0.00 0.00 O0.10 690 1050 5.26 - 1.80 1.71
KpacHbiin BocTok, 01 1.00 1500 11.50 25.02.2007 - 100.15 100.15 100.25 -0.22 0.02 0.05 4474 11.48 09.72 - 0.1 0.10
HyTtpunsecTxonamxr, 01 8.53 1200 11.00 09.06.2009 12.06.2007 99.91 99.91 100.03 -0.09 -0.10 0.10 10.25 11.01 11.69 0.40 0.36
Hacbue Kocmetuke, 01 0.00 400 10.50 22.04.2007 - 100.53 100.00 101.05 0.00 -0.02 -0.18 24.74 10.45 8.28 - 027 0.25
Orteu. nekapcrsa, 02 0.00 1300 10.25 17.02.2009 21.08.2007 99.63 99.25 100.00 0.00 -0.20 0.20 41.00 10.29 - 1117 0.57 0.52
Ouvakoso, 02 20.66 1500 8.50 19.09.2008 - 9840 9840 98.80 0.00 -0.30 0.15 26.78 8.64 10.15 - 1.16 1.05
MUT-NHBecTmeHTC 02 0.00 1500 1.00 23.03.2009 - 100.00 0.00 0.00 0.00 - 0.00 3.07 1.00 - 2.16 2.14
Pyccknin Tekctunb 02 3.15 1000 12.75 05.03.2009 - 98.51 9851 98.89 0.21 -051 097 4541 1294 1445 - 1.23 1.07
Pyccknin Tekctunb 03 13.75 1200 12.00 20.10.2009 18.10.2007 99.40 9940 9965 0.10 0.00 061 27.29 12.07 - 13.21  0.73 0.64
CanBan, 01 0.00 1000 11.66 03.12.2008 06.06.2007 100.65 100.50 100.80 0.00 0.32 -0.59 12.78 11.58 - 9.80 0.39 0.35
CuHeprus, 01 0.56 1000 10.70 22.04.2009 24.10.2007 93.60 0.00 97.80 -418 -0.73 0.20 24.04 11.43 - 2095 0.75 0.62
Tanocto-®uHaHc, 01 3.13 1000 10.00 06.03.2009 07.09.2007 99.70 99.70 100.20 -0.10 0.00 0.19 3534 10.03 - 10.72 0.62 0.56
Axosnesckun Tekctub, 01 0.12 1000 12.00 31.10.2008 - 99.90 99.70 100.00 -0.09 0.09 -0.05 26.30 12.01 5.46 - 1.65 1.56
ArponpombILisieHHbIW KOMMJIeKC
ANK Apkaga 01 1.84 600 13.20 28.06.2008 29.06.2007 99.85 99.52 99.85 -0.13 0.09 -0.11 6.51 13.22 - 13.46 0.45 0.40
ANK Apkaga, 02 12.23 1000 13.31 20.02.2009 22.08.2007 100.06 99.20 99.79 -0.30 -0.39 0.44 53.24 13.42 - 15.22 0.57 0.49
AMK Oro, 01 4.16 1100 15.50 22.04.2007 - 99.55 100.06 100.64 -0.44 -0.29 0.04 2556 1549 14.73 - 0.27 0.23
AMNK Oro, 02 1.1 1200 12.95 25.02.2009 - 100.04 9935 9955 0.00 -0.10 0.11 50.03 13.01 13.64 - 1.65 1.45
BenrpaHkopm 0.00 700 10.90 02.12.2008 - 99.70 0.00 0.00 0.00 0.00 0.03 1224 10.90 5.34 - 1.74 1.65
Espocepsuc 0.81 1500 13.25 18.12.2007 - 101.10 99.50 100.00 2.78 -3.04 0.07 9.80 13.29 14.30 0.88 0.77
KBK Yepemyuiku, 01 0.00 700 11.30 02.03.2009 05.03.2007 100.40 0.00 0.00 0.00 0.00 110 4118 11.18 - 2.95 0.13 0.13
Moccernbnpom, 01 29.32 1000 13.00 12.12.2008 15.06.2007 99.70 100.35 100.40 -0.10 0.10 -0.05 11.04 1295 - 11.85 0.41 0.37
MABA, 01 0.00 350 0.00 15.06.2008 - 0.00 0.00 0.00 000 122 0.00 0.00 - 1.42 1.41
Pasynain-dunanc, 01 3.97 3000 11.50 02.10.2008 05.04.2007 100.03 100.20 100.24 0.08 0.06 0.09 32.14 11.47 - 10.06 0.22 0.20
Pycarpo 01 0.00 1000 11.66 19.07.2008 18.01.2007 100.04 0.00 0.00 0.00 0.00 0.03 57.18 11.66 - 7.57  0.01 0.01
C- Arpo, 01 0.00 400 11.50 20.05.2009 21.11.2007 99.30 0.00 0.00 0.00 0.00 -0.65 17.01 11.50 - 11.94 0.81 0.72
CokonbHukn MK, 01 0.00 1000 11.50 26.02.2009 30.08.2007 99.11 0.00 99.30 0.00 0.00 0.00 43.16 11.58 - 13.05 0.59 0.53
Yepkwn3zoso, 01 16.48 2000 8.85 31.05.2011 02.06.2009 100.07 99.05 99.20 0.11 -0.15 -0.10 9.94 8.93 - 9.48 2.18 1.99
OPKO, 02 0.00 1500 10.50 22.01.2010 26.01.2007 100.07 100.03 100.10 0.00 0.13 -0.07 49.19 10.49 - 795 0.03 0.03
tOrTpaHanT 02 0.00 1000 11.50 25.11.2008 29.05.2007 98.92 98.00 99.84 0.00 0.00 045 1512 11.63 - 14.38 0.37 0.32

WcTounnkn: REUTERS, pacyeTbl BaHka Mocksbl
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Pyb6neBble obnurayuu

OMUTEHTDI OBBLEMbI MOrALUEHUE/ BbIKYN
Sniozoy; MJ(':I)[;SJLED';S KyroH,%  MoraweHue Odpepra Mnfem::'r.
PO3HM4YHbIN CEKTOP
Apb6art aHg Ko, 01 1.02 1500 10.50 20.06.2008 22.06.2007 100.10
BukTopusi-®uHanc, 01 0.14 1500 9.90 29.01.2009 01.02.2007 99.90
[eTckuit mup, 01 0.00 1150 8.50 26.05.2015 - 99.35
Hukas Opxuges, 01 0.00 1000 11.30 09.04.2009 12.04.2007 100.30
Auken-®uHanc, 01 0.00 3000 9.25 17.03.2011 - 94.13
O OMO-duHaHc, 01 9.53 1000 12.50 14.02.2008 15.02.2007 100.01
EBpoceTb, 02 6.23 3000 10.25 02.06.2009 04.12.2007 99.35
Wnkom-Taga, 02 0.91 1400 11.75 12.02.2010 16.02.2007 99.80
Koneiika T/, 01 1.00 1200 9.75 17.06.2008 - 100.25
Koneiika T[, 02 11.74 4000 8.70 15.02.2012 18.02.2009 99.30
Marrut 01 10.20 2000 9.34 19.11.2008 - 102.01
MapTa ®uHaHc, 02 0.02 1000 11.75 06.12.2009 07.06.2007 99.10
Mapra-®uHaHc, 01 0.00 700 14.84 22.05.2008 - 100.75
MaTpuua duHaHc 0.03 1200 12.32 10.12.2008 13.06.2007 99.11
MWP ®uHaHc 2.00 1000 10.50 27.12.2007 - 100.04
MoHeTka, 01 0.51 1000 10.70 14.05.2009 15.11.2007 99.12
Hartyp npoaykr, 02 0.00 1000 10.75 16.06.2009 18.12.2007 99.92
MepekpecTok, 01 0.00 1500 8.15 08.07.2008 10.07.2007 100.07
MaTepouka ®uHarc, 01 0.00 1500 11.45 12.05.2010 - 109.33
MNaTepoyka ®uHaHc, 02 0.07 3000 9.30 14.12.2010 - 103.45
TexHocuna, 01 9.99 2000 10.00 26.05.2011 28.05.2008 97.80
TOM-KHWTA, 01 0.50 700 11.35 05.02.2009 08.02.2007 100.20
JNlecHas npombIiwneHHocTb u LUBK
ALIBK-MHBecT, 02 0.00 500 0.00 20.05.2008 - 101.01
ALIBK, 03 0.00 1500 9.95 14.04.2011 18.10.2007 100.25
Bonra, 01 0.03 1500 12.00 13.03.2007 - 100.29
rOT3K, 02 044 1500 11.50 18.06.2009 21.06.2007 100.02
A3-dunanc, 01 0.00 400 11.60 23.05.2008 25.05.2007 98.40
HNK 01 0.01 500 12.45 31.01.2008 - 99.96
M3® Coos, 01 0.00 300 10.00 09.10.2007 - 100.00
CTpOMTeanTBO, nnoTteka n HeABMNXXUMOCTb
AnamanT, 01 0.37 500 13.10 05.06.2008 - 100.05
ApamanT, 02 500 2000 11.25 20.05.2010 24.05.2007 99.95
AVKK 01 0.00 1070 11.00 01.12.2008 - 107.58
AVXKK, 02 0.00 1500 11.00 01.02.2010 - 110.87
AMXK, 03 0.00 2250 9.40 15.10.2010 - 105.50
AVKK, 04 0.00 900 8.70 01.02.2012 - 105.80
BX®, 01 0.00 500 9.25 19.12.2008 21.12.2007 99.95
Imasmocctpon, 01 0.00 2000 1.00 27.05.2007 - 93.41
maBmMoccTpoit, 02 4.03 4000 11.50 17.03.2011 22.03.2007 100.75
WMHTEKO, 01 0.00 1200 10.95 15.02.2007 - 100.20
Vckutumuement 02 2.22 500 12.50 05.11.2008 07.11.2007 100.75
NasepHa, 01 0.00 1000 11.25 08.04.2010 12.04.2007 100.25
MWA, 01 0.00 2200 10.00 20.09.2012 - 103.00
MWA, 02 0.00 1000 9.50 09.08.2008 06.02.2007 100.20
MWA, 03 10.07 1500 9.40 23.02.2012 30.08.2007 100.70
Mupakc Mpynn 254 1000 12.50 19.08.2008 - 101.05
MOWA, 01 0.00 1500 9.00 21.12.2010 - 101.68
MUK, 05 504 1120 10.20 20.05.2008 22.05.2007 99.80
Canagartctekno 01 0.00 750 11.60 25.03.2008 - 102.88
Canasartctekro 02 0.00 1200 9.28 28.10.2009 31.10.2007 100.51
Cu6. uemeHT., 03 4.99 800 9.70 12.06.2008 14.06.2007 99.80
CY-155 0.01 1500 10.50 30.03.2007 - 100.08
TepHa-®uHaHc, 01 0.00 500 1.00 16.12.2008 18.12.2007 100.02
LIYH JleHCneuCMY, 01 7.07 1000 11.75 22.04.2010 24.04.2008 100.00
FOCKK;, 01 0.00 600 14.00 01.07.2008 17.01.2008 96.48
TpaHcnopTt
AsuaK. Camapa, 01 2.01 350 14.00 08.03.2007 - 100.40
Vet Naitn Xauanuur, 02 342 3000 10.50 22.05.2008 22.11.2007 100.28
MMK-Tparc, 01 0.00 650  0.00 10.07.2008 - 100.00
PXI, 05 10.01 10000 6.67 22.01.2009 - 100.02
PXO, 03 0.00 4000 8.33 02.12.2009 - 103.99
PXO, 02 0.00 4000 7.75 05.12.2007 - 101.40
PX[ 07 0.00 5000 7.55 07.11.2012 - 102.70
PXI 06 24.55 10000 7.35 10.11.2010 - 101.70
PX[ 04 0.00 10000 6.59 14.06.2007 100.26
TpaHcaapo-PuHaHchl, 01 0.00 2500 11.65 05.02.2009 09. 08 2007 100.13
OnptOHmoH 01 10.92 1500 13.00 10.11.2009 15.05.2007 99.55
0T 3iip, 02 0.00 1000 10.40 10.03.2009 13.03.2007 100.20

© BaHk MockBbl

LLEHA

Mokynka

100.00
99.90
98.85

100.25
93.25

100.01
99.30
99.80

100.05
99.10

0.00
98.80

100.50
99.11

100.02

0.00
0.00
0.00

109.25

103.45
97.56

100.10

0.00
0.00
100.00
99.92
97.79
99.96
99.02

99. 46
100.15

Mpopaxa

100.20
100.01
99.85
100.35
95.00
100.15
99.40
99.90
100.25
99.40
102.10
99.20
101.00
99.50
100.10
99.40
100.15
0.00
109.40
103.60
97.80
101.75

100.40

104 10

102 80
101.75
100.35
100.30
99.55
100.24

N3MEHEHUE, %

neHb Hepens  Mecsl

0.10 -0.02 0.01
-0.10 0.07 0.16
0.00 1.06 -0.20
0.00 0.25 0.00
0.00 -0.21 -0.32
0.01 -0.10 -0.05
-0.10 -0.44 0.80
-0.23 0.11  0.08
0.15 0.05 -0.20
0.10 0.02 -0.12
201 -1.86 0.00
0.00 -0.10 0.01
0.00 -0.10 -0.15
-0.30 -0.05 0.71
0.11  -0.08 0.15
045 -025 -0.40
0.00 0.00 0.30
0.00 0.27 -0.30
0.00 -0.18 -0.06
-0.07 -0.08 -0.19
0.10 -0.61 -0.96
0.05 -0.05 -0.15
0.00 0.00 0.00
0.00 -0.15 -0.10
-0.01 -0.13 0.38
-0.02 0.00 0.35
0.00 -1.77 -0.85
-0.04 0.00 0.25
0.00 0.00 0.00
-0.09 0.04 -0.40
-0.056 0.10 0.20
0.00 0.00 -0.01
0.00 0.00 0.50
0.00 0.00 0.00
0.00 - 0.00
0.00 0.00 0.55
000 111 -7.41
-0.20 -0.05 -0.39
0.00 0.00 0.00
-0.15 038 0.02
0.00 025 -0.28
0.00 0.24 0.40
0.00 0.10 0.19
0.00 020 045
0.15 0.10 0.10
0.00 0.00 0.15
0.00 0.05 0.13
0.00 -0.26 0.29
0.00 0.05 -0.10
0.00 0.00 -0.35
-0.93 0.84 -0.35
0.00 0.00 0.10
020 0.20 -0.40
0.00 0.00 0.01
028 0.02 -0.71
0.03 0.01 0.24
0.00 0.01 -0.01
-0.06 0.03 0.30
0.00 0.13 0.06
0.00 -0.29 0.30
-0.08 -0.05 0.18
-0.04 -0.06 0.17
0.00 0.15 -0.05
0.00 0.12 -0.27
0.05 -0.05 0.24
0.00 -0.20 0.03

ExefHeBHbI# 0630p AONTOBbLIX PbIHKOB

16 AnBapsa 2007 r.

AOXOOHOCTb,%

HKO

6.90
44.75
9.32
1.24
29.40
51.71
11.51
18.99
23.24
12.87
13.82
12.55
21.55
11.14
5.75
17.59
7.95
1.34
19.14
6.88
12.88
49.13

22 08
9.69

Tekywas

10.49
9.91
8.56
11.27
9.83
12.50
10.32
1.77
9.73
8.76
9.16
11.86
14.73
12.43
10.50
10.80
10.76
8.14
10.47
8.99
10.22
11.33

0.00
9.93
11.97
11.50
11.79

10.00

K noraw. Kodeprte [top. ner.

8.79

11.34

9.69
8.30
14.67

10.72

8.35
8.42

9.75

10.20

12.71

6.75

10.19
11.54

10.00
1.77
11.32
13.80
9.38

14.00
14.47
12.15

11.12
7.99

1211
7.90

9.95

16.10

9.63
7.04

12.01
9.89

6.06
8.48

11.21

8.76
10.12

0.99
11.76
10.66

11.71
15.18
9.05

AOIOPALIUA

0.43
0.05
6.09
0.24
3.43
0.08
0.86
0.09
1.81
1.91
1.72
0.39
1.25
0.41
0.92
0.81
0.90
0.48
2.83
3.36
1.30
0.07

1.35
0.72
0.16
0.43
0.36
1.37
0.71

Moa. aop

0.39
0.04
5.60
0.22
3.08
0.08
0.77
0.08
1.65
1.75
1.59
0.34
1.09
0.36
0.83
0.72
0.81
0.45
2.61
3.10
1.16
0.06

1.36
0.66
0.14
0.39
0.31
1.22
0.64

WcTounnkn: REUTERS, pacyeTbl BaHka Mocksbl
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Pyb6neBble obnurayuu

OMUTEHTbI

Xumus n Hedprexumums
['pynna Huton, 01
Hoporo6yx, 01
Kyibbiwesa3oT-nHBecT, 02
MapwinckuiiHMN3, 01
HKHX, 04

HKHX, 03

CAHOC 02

YXK, 01

PUHaHCOBLIN CEKTOP
AbcontoTt 6aHk, 02

AK BAPC, 02

BaHk 3enuT, 01

BaHk 3EHUT, 02
Bank Kegp, 01

Bank CI6, 01

BaHk Cnypr, 01
BrewTopr6ank 04
BHewwTopr6ank 05
[a3bank, 01
asnpombaHk, 01
EBPP, 01

EBPP, 02

KT dunanc, 01
MacTtep-baHk, 02
MKB 01

MKB, 02

MMB, 01

MMB, 02
Mockommepu6aHk, 01
HOMOC-BaHk, 06
HOMOC-baHk, 07
Mpo6busHecbatk, 05
PocbaHk, 01
Poccenbxo3bak 01
PoccenbxosbaHk, 02
Pycckuin Ctangapt 04
Pycckuin CtaHgapt 05
Pycckun Ctangapt, 03
Pycckuin CtangapT, 06
Pycb-baHk, 01
Cubakagembark, 01
CubakagembaHk, 02
Cubakagembank, 03
CobuHbaHk, 01
COHKO3 6aHk, 01
CynocTp. 6aHk, 01
TatdoHabaHk, 03

TK ®unaHc, 01
TypanAnem 01
dunaHc UHT UHB, 02
XKB BaHk, 02

XKB BaHk, 03
tOHnacTpymbaHk, 01

© BaHk MockBbl

OBbEMbI
O6opoT, O6bem,
MrH. py6.  mrpa. py6.
0.00 1000
0.00 900
0.00 2000
0.00 800
0.00 1500
0.00 2000
0.00 3000
0.00 500
0.00 1000
0.00 1500
1.89 1000
5.53 2000
0.00 450
0.00 1000
0.00 500
0.00 5000
0.00 15000
10.01 750
0.07 1500
0.00 5000
0.30 5000
2.64 2000
28.02 1000
35.24 500
2.70 1000
0.00 1000
0.00 3000
1.00 1000
0.00 800
19.02 3000
0.99 1000
1.00 3000
0.00 3000
1.52 7000
0.98 3000
0.00 5000
0.00 2000
0.52 6000
1.00 1400
0.00 470
0.00 1500
5.02 3000
0.00 2000
3.85 1000
7.01 1500
15.71 1500
0.00 1000
0.00 3000
0.00 2500
0.00 3000
0.00 3000
0.00 1000

MOrALUEHUE/ BbIKYT1

KyrioH,%

1.00
8.60
8.80
12.40
9.99
8.00
10.00
10.00

9.70
8.25
8.00
8.39
11.50
9.60
9.25
6.50
6.20
10.50

Morawwexue Odpepra

16.12.2008 18.12.2007
11.06.2008 -
04.03.2011 -
16.12.2008 19.06.2007
26.03.2012 02.04.2009
01.09.2007 -
10.11.2009 13.11.2007
21.01.2011 26.01.2007

30.06.2008 02.06.2007
22.01.2009 26.07.2007
24.03.2007 -
16.02.2009 -
05.10.2007 -
22.06.2009 17.06.2007
15.11.2007 -
19.03.2009 22.03.2007
17.10.2013 26.04.2007
25.11.2008 20.11.2007
27.01.2011 -
12.05.2010 -
21.04.2011 -
18.12.2008 18.12.2007
23.05.2008 25.05.2007
25.04.2007 -
04.06.2009 06.12.2007
13.02.2007 -
11.02.2009 14.02.2007
10.12.2008 05.12.2007
16.08.2007 -
16.06.2009 18.12.2007
29.04.2009 02.09.2007
15.02.2009 14.02.2007
04.06.2008 -
16.02.2011 -
03.03.2008 -
09.09.2010 15.03.2007
22.08.2007 -
09.02.2011 15.08.2007
19.03.2009 22.03.2007
05.04.2007 -
12.12.2008 15.06.2007
04.06.2009 -
13.05.2009 14.11.2007
24.04.2008 -
02.07.2009 05.07.2007
19.05.2009 20.11.2007
18.09.2008 22.03.2007
06.10.2009 -
12.09.2007 -
11.05.2010 15.05.2007
16.09.2010 22.03.2007
17.02.2009 20.02.2007

WHapkaT.
ueHa

100.00
100.00
100.30
100.25
104.40
100.10
105.24
100.55

100.45
99.95
100.09
99.80
99.90
100.00
100.00
100.00
100.02
100.15
99.65
100.08
100.20
103.30
100.15
100.30

LLEHA

Mokynka

0.00
0.00
100.10
100.10
104.20
100.00
105.11
0.00

100.15
0.00
100.05
99.74
99.03

Mpopaxa

0.00
0.00
100.50
100.40
0.00
100.20
105.37
0.00

101.00
0.00
100.14
99.90

ExefHeBHbI# 0630p AONTOBbLIX PbIHKOB

WU3MEHEHME, %
neHb Hepens  Mecsl
0.00 0.00 0.00
0.00 -0.10 0.10
0.00 0.18 -0.35
0.00 0.15 0.29
0.00 0.03 -0.03
0.00 0.00 0.03
0.00 0.14 -0.28
0.00 0.00 -0.14
0.00 0.09 -0.19
0.00 0.00 0.00
-0.01  0.05 -0.05
-0.05 0.13 0.02
0.00 0.00 0.10
0.00 0.00 0.25
0.00 0.00 -0.05
0.00 0.00 -0.15
0.00 -0.20 -0.25
0.05 -0.10 0.20
0.15 0.13 -0.18
0.00 0.05 -0.12
0.15 0.00 0.06
1.37 -0.10 1.87
-0.35 0.50 -0.10
0.11 -0.01 0.05
-0.05 0.00 0.35
0.00 - -
0.00 0.00 -0.10
-0.15 0.00 0.12
0.00 0.00 -0.57
-0.11  0.05 0.05
0.05 0.00 -0.69
0.05 -0.15 -0.07
0.00 0.00 -0.20
0.06 -0.28 0.20
0.02 -0.25 -0.20
0.00 - 0.00
0.09 0.00 -0.12
0.05 0.00 -0.04
-0.32 -0.02 0.34
0.00 0.00 -0.30
0.00 0.00 0.05
0.10 -0.64 0.45
0.00 0.00 045
-0.15 -0.06 0.06
0.01 0.09 0.05
0.056 0.20 -0.10
0.00 -0.70 0.71
0.00 0.00 0.83
0.00 0.00 0.00
0.00 0.00 -0.05
0.00 -0.01 0.10

16 AnBapsa 2007 r.

AOOXOOHOCTb,%  AOIOPALIUA
HKO Tekywas Krnoraw. Kodepre [wop. net. Moa. ilop

0.74 1.00 - 0.92 0.91
7.78 860 877 - 1.34 1.24
3110 8.77 8.90 - 3.45 3.17
9.17 1237 - 11.68 0.43 0.38
28.74 9.57 - 789  1.99 1.85
493 799 794 - 0.37 0.34
16.99 950 8.04 - 2.50 2.31
21.92  9.95 - 0.03 0.03
11.69 9.66 - 8.73 037 0.34
38.88 8.25 - 8.51 0.51 0.47
2521 799 733 - 0.19 0.17
3494 841 867 - 1.90 1.74
3.15 1151 12.16 - 0.70 0.62
8.15  9.60 - 993 041 0.38
1521 9.25 9.57 - 0.80 0.73
20.66 6.50 - 0.18 0.17
13.76  6.20 - 6.28 0.27 0.26
15.82 10.48 - 10.54 0.82 0.74
3210 712 7.33 - 3.47 3.23
9.89 592 - 3.28 3.27
1092 4.91 - 4.21 4.22
795 9.68 - 6.35 0.90 0.85
16.74 11.73 - 11.13  0.36 0.32
2359 1047 9.70 - 0.27 0.24
1111 10.41 - 10.71 = 0.87 0.78
3479 8.22 - 0.08 0.08
27.07 6.48 - 348 0.08 0.08
10.19  9.29 - 938 0.87 0.79
4149 9.88 747 - 0.56 0.52
6.10  8.22 - 795 0.90 0.84
19.91  9.81 - 12.15  0.61 0.55
38.77 9.22 - 561 0.08 0.08
789 718 7.18 - 1.32 1.23
1161 773 761 - 3.50 3.26
30.74 829 883 - 1.07 0.99
2561 7.61 - 8.02 0.16 0.15
33.37 839 842 - 0.58 0.53
33.73 8.10 - 8.34 0.56 0.52
33.37 10.49 - 9.51 0.18 0.17
264 877 959 - 0.46 0.42
849  9.97 - 943 041 0.37
10.26  9.57 9.65 - 217 1.98
20.05 12.00 - 12.35 0.80 0.71
2053 9.08 7.94 - 1.19 1.1
3.16  10.49 - 10.24 047 0.43
15.07 10.00 - 10.37  0.81 0.73
34.16 10.78 - 11.76 = 0.18 0.16
2060 769 7.54 - 2.46 2.29
25.48 -

1444 8.54 - 10.00 0.33 0.30
565 8.27 - 9.60 0.18 0.17
50.00 12.46 - 8.50  0.10 0.09

McTounmkn: REUTERS, pacyeTbl BaHka Mocksbl
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MupoBoi pbiHOK gonra 16 anBapsa 2007 r.

OMUTEHTbI OBbEM NOrALUEHUE LEHA M3MEHEHUE,% [OOXOOHOCTb,% PEWTUHI AOPALIUA

Heit o Cnpag k
O6bem, mrH.  KyroH,%  MoraiweHve A A Mokynka Mpopaxa AeHb Heaeno Mecsy K noraw. Tekywas oA

noraweHys benchmark Fitch S&P  Moody’s [iop. net.  Mog. alop

CyBepeHHble eBpoobnurauum

Poccust 07 $ 2400 10 26.06.2007 161  101.88 10206 0.00 -0.12 -043 556 9.82 69 BBB+ A- Baa2 044 0.43
Poccus 10 $ 2718 825 31.03.2010 1170 104.38 10456 0.00 -0.18 -024 546  7.90 65 BBB+ A- Baa2 1.58 1.54
Poccust 18 $ 3466 11 24.07.2018 4207 14350 14413 000 -0.78 -047 576  7.67 99 BBB+ A- Baa2 7.33 7.13
Poccus 30 $19526 5 31.03.2030 8475 11256 11288 0.00 -0.66 -028 573 4.44 97 BBB+ A- Baa2 7.32 7.11
Poccust 28 $ 2500 12.75 24.06.2028 7830 179.69 180.25 0.00 -0.59 -041 6.06  7.10 129 BBB+ A- Baa2 10.66 10.35
O6nuraumm MuHdmHa PO

MINFIN 8 $1322 3 14112007 302 9700 9800 0.00 000 -026 619  3.09 0 BBB+ A- Baa2 278 2.58
MINFIN 5 $2167 3 14.052008 484 9650 9650 0.00 000 0.00 624  3.11 0 BBB+ A- Baa2 3.76 3.57
MINFIN 7 $1750 3 14.052011 1579 9025 90.88 0.00 -0.28 042 690 3.32 0 BBB+ A- Baa2 6.20 5.85
O6nurauum Aries

ARIES 01 € 2000 6.919 25.10.2007 282  102.44 10247 0.00 -0.03 -023 387 6.75 9 Aaa 2.63
ARIES 02 €1000 7.75 25.10.2009 1013 109.05 109.37 -0.02 -021 -0.93 4.21 7.11 28 Aaa 257 2.47
ARIES 03 $ 2436 9.6 25.10.2014 2839 127.71 12793 -013 -060 -129 521 7.52 44 Aaa  5.82 5.68
MyHuuMnanbHbIe eBpooGnuraumm

Mockea 11 € 374 645 12102011 1730 106.91 107.38 0.00 -0.12 -1.14 478  6.03 79 BBB+ BBB+ Baal 4.18 4.00
TarapcraH 15 $ 250 7.7 03.08.2015 3121 101.36 101.81 -0.04 -016 018 7.48 7.60 270 6.22 6.00
KopnopaTtuBHble eBpooGnurauum

CubHedTs 07 $ 400 115 13.02.2007 28 100.14 100.33 -0.19 -0.05 -0.39 9.02 1148 389 NR BB+ 0.07 0.07
Dxeir-Ocp-Cn 07 $ 60 975 10.04.2007 84 100.00 100.50  0.00 000 -015 950 9.75 452 0.23 0.22
A3MNPOM 07 $ 500 9.125 25.04.2007 99 100.81 101.03 0.00 -0.07 -0.31 595 9.05 92 BBB- BBB A3 027 0.27
THK 07 $ 700 11 06.11.2007 294 10352 10401 0.00 -0.09 -060 639 1063 124 BBB- BBB A3 0.78 0.75
MTC 08 $ 400 9.75 30.01.2008 379  103.44 103.87 0.00 -005 -0.17 626 943 111 BB- WR 097 0.94
Cucrema 08 $ 350 10.25 14.04.2008 454  104.38 10488 -0.06 -0.08 000 650 9.82 137 B+ BB- 117 1.13
Arpoca 08 $ 500 8.125 06.05.2008 476  102.67 103.03 0.00 -0.23 -0.17 595 7.91 106 B 1.24 1.21
Bumm-Bunne-anH 08§ 150 8.5 21.05.2008 491  101.50 10216 0.00  0.02 -013 729 837 241 B+ WR 1.28 1.24
MMK 08 $ 300 8 21.10.2008 644 101.90 10243 -0.02 -013 -0.08 683 7.85 195 BB- BB WR 1.65 1.59
Cu6HedTb 09 $ 500 10.75 15.01.2009 730  108.87 109.34 -012 -0.17 -041 596  9.87 107  NR BB+ 1.85 1.80
Cesepcrans 09 $ 325 8625 24.02.2009 770 10349 10373 012 -028 010 681 833 192 1.91 1.84
CuTpoHmke 09 $ 200 7.875 02.03.2009 776 ~ 99.85 10061 0.00 040 -008 795 7.89 306 1.94 1.87
Bbimnenkom 09 $ 450 10 16.06.2009 882  107.39 107.84 -017 -017 -0.14 663  9.31 175 BB+ WR 219 2.12
EspasxonguHr 09 $ 300 10.88 03.08.2009 930  109.44 109.90 -0.01 -0.11 -009 677 9.94 187 2.20 2.13
HOPHWKE/Ib, 09 $ 500 7.125 30.09.2009 988  101.75 10275 000 -1.00 -0.11 640  7.00 160 2.46 2.38
A3MPOM 09 $ 700 105 21.10.2009 1009 11257 11287 0.00 -0.30 -0.36 552  9.33 71 BBB- BBB A3 243 2.37
MeracpoH 09 $ 375 8 10.12.2009 1059 103.47 103.79 007 -023 0.53 6.66 7.73 185 BB BB WR 263 2.54
Beimnernkom 10 $ 300 8 11.02.2010 1122 103.23 103.79 -0.30 000 035 6.81 7.75 199 BB+ WR  2.69 2.61
TA3MPOM 10 €1000 7.8 27.092010 1350 110.24 11072 0.02 -033 -045 470 7.08 74 BBB- BBB A3 330 3.15
MTC 10 $ 400 8.375 14.10.2010 1367 105.00 105.88 0.00 -0.32  0.07 6.80 7.98 200 BB- WR 325 3.14
Beimnernkom 11 $ 300 8.375 22.10.2011 1740 106.56 107.16 0.00 000 0.00 674 7.86 198 3.98 3.85
Cucrema 11 $ 350 8.875 28.01.2011 1473 104.69 10523 0.00 -0.09 012 750 848 269 B+ BB- 3.36 3.24
MTC 12 $ 400 8 28.01.2012 1838 10454 10520 000 -0.33 -017 692 765 215 B+ 4.11 3.98
lanepes 13 $ 175 10.13 15.05.2013 2311  100.00 101.00 0.13 -0.13 0.00 10.12 10.13 536 418 3.98
Cesepcrans 14 $ 375 925 19.04.2014 2650 108.13 10886 0.00 -046 027 7.76 855 300 5.41 5.21
Arpoca 14 $ 800 8875 17.11.2014 2862 11548 116.16 -0.02 -047 055 633  7.69 157 5.89 5.71
PX[ 30 12600 rub 8.375 30.06.2012 1992 103.20 103.50 0.00 -0.05 000 699 812 76 2.32 2.28
PX[ 30 1000rub 11 30.06.2012 1992  101.38 101.75 - 0.00 000 1069 10.85 406 4.49 437
TA3MPOM 12 € 1000 456 09.12.2012 2154 98.06 9844 0.06 -047 023 495 465 94 5.27 5.02
"A3MPOM 13-1 $ 1750 9.625 01.03.2013 2236 119.22 11971  0.09 -030 044 584 8.07 108 BBB- BBB A3 475 4.62
A3MPOM 13-2 $ 1222 4505 22.07.2013 2379  96.04 97.06 -0.03 -049 -127 6.10 4.69 133 2.53 2.46
TA3MPOM 13-3 $ 647 5625 22.07.2013 2379 9960 9993 0.02 -0.16  0.21 580 565 103 2.30 2.24
A3MPOM 15 $ 1000 5.875 01.06.2015 3058 104.85 10522 002 -043 012 514 560 110 6.66 6.34
EspasxonauHr 15 $ 750 825 10.11.2015 3220 102.04 10271 -010 -0.68 075 792 809 314 BB BB- 6.37 6.13
"A3IMPOM 20 $ 1250 7.201 01.02.2020 4764 10500 110.00 0.00 -017 060 662 6.86 184 BBB- BBB A3  8.86 8.58
TA3MPOM 34 $ 1000 8.625 28.04.2034 9964 127.79 12839 0.30 -044 118 645 6.75 158 BBB- BBB A3 1235 11.97

WcTounnkn: REUTERS
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MupoBO# pbiHOK gonra

SAMUTEHTDI

OBbLEM

O6bem, MH.  KyroH,%

EBpooGnuraummn domHaHCOBOro cekTopa

Pycc. Crang 07
Metpokommepu, 07
Pycc. Ctang 07
Mmnekcbark 07
Anbdabark 07
Pycc. Ctang 07
HOMOC 07

MBI Hukown
Pycc. Ctang 07
PocbaHk, 07
BTB 07
MocHap6aHk 07
MBPP 08

Pycc. Ctang 08
CubakagembaHk 08
AnbcabaHk 08
PocBP 08

AK BAPC 08
[asanpombaHk 08
BTG 08
®uHaHcbaHk 08
Poc6aHk, 09
MocHap6aHk 08
XKB BaHk 08-1
XKB BaHk 08-2

PeneccaHc Kanutan 0€

MeTtpokommepu, 09
Abcontot 09
CwnbakagembaHk 09
BuH6aHk 09

BaHk Mockebl, 09
MpomcesAsbbaHk 10
Pycc. Ctang 10
BaHk Mockebl, 10
Poccenbxo36aHk 11
Pycc. Crang 11
[asnpombaHk 11
BTB 11

BaHk Mocksbl 13
Cb6epbaHk 13
Poccenbxo3baHk 13
[a3npombaHk 15
BTB 15

Cb6epbaHk 15
MpomcTponbark 15
BaHk Mocksbl 15
Anbdabark 15
Pycc. CtaHg 15
BTB 35

$

PR PARPAANANDDARPLAANLDNANPRPARARNNANDPAARPALANADADPAPAANLNLD

© BaHK MockBbl

200
120
300

6.72
9
8.75
9
7.75
7.8
9.125
9
8.75
7.625
8.276
7.16
8.625
8.125
9.75
7.75
6.5
8
7.25
6.875
7.9
9.75
4.375
9.125
8.625

NOrALULEHUE LEHA
Helt 10

lMoraweHune I'llf:’aLLIeHMﬂ Mokyrka Mpogaxa
08.02.2007 23 99.99 100.20
09.02.2007 24 100.10 100.26
14.04.2007 88 100.25 100.60
29.06.2007 164 101.22 101.55
09.02.2007 24 100.02 100.11
28.09.2007 255 99.89 100.10
13.02.2007 28 100.11  100.50
19.03.2007 62 100.30 100.64
14.04.2007 88 100.25 100.60
09.07.2007 174 100.52 100.78
30.07.2007 195 101.28 101.63
05.10.2007 262 100.98 101.05
03.03.2008 412 101.17 101.50
21.04.2008 461 100.31  100.91
19.05.2008 489 102.53 102.93
02.07.2008 533 100.75 101.38
11.08.2008 573 100.84 101.15
27.10.2008 650 99.75 100.30
30.10.2008 653 102.15 102.34
11.12.2008 695 101.93 102.11
12.12.2008 696 101.25 101.83
24.09.2009 982 104.00 104.57
30.06.2008 531 97.86 97.99
04.02.2008 384 101.09 101.50
30.06.2008 531 100.54 101.13
31.10.2008 654 100.00 0.00
23.03.2009 797 99.72 100.22
07.04.2009 812 99.25 100.25
12.05.2009 847 101.78 102.24
18.05.2009 853 99.74 100.49
28.09.2009 986 104.69 104.97
04.10.2010 1357  101.78 102.39
07.10.2010 1360 96.77 97.39
26.11.2010 1410 104.18 104.73
29.11.2010 1413  103.00 103.53
05.05.2011 1570 99.70 100.31
15.06.2011 1611 104.93 105.75
12.10.2011 1730 106.42 107.03
13.05.2013 2309 104.85 105.57
15.05.2013 2311 102.87 103.53
16.05.2013 2312  105.50 106.14
23.09.2015 3172 99.80 100.43
04.02.2015 2941 102.01 102.29
11.02.2015 2948 101.33 0.00
29.09.2015 3178  100.00 100.55
25.11.2015 3235 103.28 103.63
09.12.2015 3249  102.01 102.47
16.12.2015 3256 98.90 99.59
30.06.2035 10392  101.72 102.56

U3MEHEHMUE, %
AeHb Hepgeno mecay
0.00 0.01 0.10
0.00 -0.03 -0.28
0.00 -0.05  -0.03
0.00 0.51 -0.82
0.02 0.00 -0.09
-0.24  -0.10 0.10
0.00 -0.03  -0.14
-0.04 -0.05 -0.16
0.00 -0.05  -0.03
0.00 -0.03  -0.07
-0.01 -0.04 -0.29
0.00 -0.03  -0.32
-0.01 0.02 0.29
0.00 -0.11 0.28
-0.03  -0.10 0.33
0.00 0.13 0.04
0.00 -0.16 0.10
0.01 0.02 0.08
-0.02  -0.14  -0.09
0.05 -0.15  -0.16
0.00 0.25 -0.03
0.00 -0.18  -0.16
0.00 -0.12  -0.59
-0.01 0.13 -0.04
0.02 0.26 0.16

- 0.00 2.05
-0.05 -0.21 -0.43
-0.03  -0.60 0.31
-0.01 0.02 0.29
0.00 -0.06  -0.18
0.02 -0.37 0.06
-0.01 0.19 0.66
0.02 0.00 -0.09
-0.01 -0.53 0.43
0.04 -0.40 0.25
-0.06  -0.18 0.99
0.00 -0.54  -0.06
-0.06 -0.27 -0.34
0.03 -0.90 1.37
-0.01 -0.44 0.42
0.00 -0.42 0.02
0.05 -0.39 0.00
0.07 -0.13 1.37
0.00 -0.11 0.18
0.00 -0.39 -0.22
-0.16  -0.52 0.72
0.33 -0.39 0.45
0.00 -0.35 0.58
0.03 -0.72 0.40

[OXOOHOCTb,%
K noratw. Tekywasn Crpoa k
benchmark

6.70 6.72 155
7.00 8.99 222
7.51 8.73 250
6.17 8.89 105
5.81 7.75 96
7.94 7.81 282
7.25 9.11 215
7.00 8.97 206
7.51 8.73 250
6.48 7.59 196
5.85 8.17 18
5.83 7.09 39
7.51 8.53 238
7.85 8.10 298
7.71 9.51 283
7.19 7.69 230
5.93 6.45 103
8.14 8.02 327
5.95 7.10 108
5.78 6.74 90
7.18 7.80 230
7.40 9.38 259
5.94 4.47 105
8.01 9.03 284
8.22 8.58 334
7.99 8.00 340
8.13 8.02 325
9.12 8.82 423
8.13 8.84 324
9.62 9.52 473
6.08 7.64 128
7.93 8.35 313
8.53 7.75 372
6.14 7.08 133
5.99 6.67 118
8.70 8.65 394
6.65 7.60 178
5.92 7.05 116
6.39 7.00 162
5.93 6.30 116
6.11 6.80 135
6.53 6.51 175
5.59 6.19 77
0.00 6.15 0

6.20 6.20 139
6.52 7.26 171
8.01 8.46 325
9.21 8.97 445
6.12 6.14 126

ExeaHeBHbIN 00630p AONTOBbLIX PbIHKOB

PEATUHI

S&P

BBB-

B+

BBB+
BB-

BBB+

B+

BBB

BBB
BBB

BBB+

BBB+
BBB+

16 anBapsa 2007 r.

Moody’s Fitch  [iop. net.

B+
B+
B+
NR
B+

B+
B+

BBB+

BBB+

BB+
BBB+

B+

B

BB+
BBB+

AOOPALIUA
Mog. arop

0.06 0.06
0.06 0.06
0.24 0.24
0.45 0.44
0.06 0.06
0.68 0.65
0.07 0.07
0.17 0.17
0.24 0.24
0.48 0.46
2.45

0.68 0.65
1.06 1.03
1.20 1.16
1.27 1.22
1.40 1.35
1.47 1.43
1.66 1.60
1.68 1.63
1.80 1.75
1.79 1.73
1.71 1.68
1.42 1.38
0.98 0.94
1.39 1.34
1.77 1.70
2.00 1.92
2.02 1.93
2.1 2.03
212 2.02
243 2.36
3.19 3.07
3.24 3.1
3.40 3.30
3.44 3.34
3.62 3.47
3.87 3.63
4.02 3.91
5.14 4.98
5.25 5.10
5.18 5.02
6.64 6.43
2.74 2.67
3.31 3.21
3.39 3.29
3.37 3.24
3.36 3.22

13.74  13.34

Wctounnku: REUTERS
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MupoBoi pbiHOK gonra 16 anBapsa 2007 r.

OMUTEHTbI OBBLEM  [OrALUEHUE LEHA U3MEHEHME,% [OXOQHOCTb,% PEWATUHI  [QIOPALUS

O6bem, mrH.  KynoH,%  TMoraiweHve nﬁ:?;zﬂ Mokynka Mpopaxa OeHb Hegenio mecsiL Krnoraw.  Tekywas becn I::Trf]lakrk Fitch S&P  Moody’s [iwop. net.  Moga. aop
CLN
KopnopatnBHbIN cekTop
HCMM3 07 $ 100 9.8 22.03.2007 65 9725 9775 000 000 -226 2075 10.08 1595 0.25 0.24
CAHOC 07 $ 40 8.875 11.04.2007 85 100.38 10110 0.00 0.00 000 752 884 260 0.31 0.31
AMTEN 07 $ 175 9.25 30.06.2007 165 9750 9850 000 -0.76 026 1511 949 1005 0.45 0.42
Kysbaccpaspesyronb 07 § 150 9  13.07.2007 178 99.75 100.31 000 000 -035 953 9.02 438 0.49 0.47
CesaHoit 07 $ 50 10.75 28.07.2007 193  100.00 100.50 0.00 -0.50 0.00 10.74 10.75 560 0.50 0.48
Cenbmolt KoHTMHEHT 07 § 90  7.25 27.09.2007 254 99.00 10000 000 000 0.00 849  7.32 323 0.77 0.73
Mupakc I'pynn 08 $ 100 9.7 27.02.2008 407 100.25 100.75 0.00 0.25 0.13 934 968 420 1.04 1.00
Tatcporabark 08 $ 90 95 28.022008 408 99.75 000 000 000 000 9.71 9.52 460 1.11 1.05
AsToBa3 08 $ 250 85 20.04.2008 460  100.21 101.12 -0.01 -0.12 -0.30 830 848 343 1.20 1.15
Pycc CtaaBogka 08 ¢§ 85 10 06.06.2008 507  101.38 102.38 - 0.00 000 9.1 9.86 433 1.61 1.54
PMK 08 $ 100 9.25 21.12.2008 705  100.00 10050 0.00 000 050 924 925 439 1.80 1.72
Wpkyt 09 $ 125 825 10.04.2009 815  100.00 101.96 -0.28 028 -025 824 825 335 2.04 1.96
CAHOC 09 $ 100 7.95 28.052009 863  100.50 101.10 000 0.00 -0.31 7.71 7.91 304 2.26 2.18
PBK 09 $ 100 95 07.06.2009 873  100.13 100.50 0.00 000 0.06 944 949 485 2.25 2.15

Wctounnkn: REUTERS

© BaHk MockBbI ExenHeBHbIN 0630p AONTOBbLIX PbIHKOB 18/21



MupoBoi pbiHOK gonra 16 anBapsa 2007 r.

MHOWKATUBHDbIE CMP3bl REUTERS
Fopbl  AAA  AA+ AA AA- A+ A A- BBB+ BBB  BBB- BB+ BB BB- B+ B B-  CCC+

MpoMbiwneHHble NpeanpUATUsS

1 15 20 25 30 35 40 45 50 55 70 100 125 155 185 220 250 765
2 26 31 36 40 45 53 58 65 70 90 130 150 205 220 235 270 840
3 36 41 43 46 50 63 68 75 85 105 145 195 245 250 290 335 865
5 42 47 53 58 62 70 78 86 100 120 185 240 270 285 360 415 885
7 46 51 56 61 66 75 84 91 125 145 210 250 285 305 370 435 895
10 54 70 74 78 82 88 95 112 135 165 225 280 295 315 395 455 940
30 69 85 93 98 104 109 125 154 175 205 245 325 340 355 410 480 1050
TpaHcnopT

20 25 30 35 40 45 55 65 75 95 125 150 175 250 300 350 825
2 30 35 40 50 60 70 75 80 90 105 150 185 225 280 335 400 835
3 45 50 55 65 75 85 95 105 115 125 160 215 275 325 380 435 850
5 55 65 70 82 95 110 120 125 132 153 185 260 310 375 425 470 850
7 72 82 92 104 117 128 143 153 165 190 205 270 330 405 470 510 850
10 88 94 103 118 134 151 171 186 192 220 245 290 350 430 510 550 850
30 106 116 126 141 161 180 195 205 230 245 280 325 385 490 550 625 875
KommyHanbHble ycnyru (utilities)
1 6 7 8 11 14 16 21 32 47 51 240 250 230 265 365 440 530
2 10 11 15 18 23 27 32 49 56 76 312 275 255 310 400 470 600
3 15 20 25 28 35 37 43 52 66 77 295 300 275 415 455 560 705
5 36 41 43 47 54 57 64 84 97 97 227 230 250 325 360 460 660
7 42 49 49 55 62 67 77 93 102 112 170 195 215 250 320 330 445
10 35 44 54 70 73 89 94 105 124 130 210 275 295 300 340 390 470
30 60 70 80 99 104 109 128 144 154 164 225 310 320 330 350 370 570
®DUHAHCOBbIWN CEKTOP

1 33 35 37 45 60 63 80 85 90 160 170 180 275 285 295 350
2 15 35 37 43 73 77 79 93 96 98 180 190 200 295 305 315 360
3 19 36 39 45 76 79 83 94 100 104 190 200 210 305 305 325 370
5 32 51 58 69 82 88 91 105 117 126 220 230 240 330 345 360 435
7 54 72 75 81 91 93 101 122 130 144 240 250 260 365 375 385 485
10 72 85 88 91 111 113 120 143 151 168 260 270 280 390 400 410 540
30 88 103 111 113 129 130 135 164 169 180 310 320 330 440 450 460 580
BaHku

12 24 26 27 45 48 52 64 67 74 185 195 205 265 275 285 450
2 18 32 40 41 50 53 56 74 82 87 195 205 215 275 285 295 460
3 29 33 42 43 54 56 59 82 90 92 205 215 225 285 295 305 470
5 38 46 52 56 63 65 70 90 95 100 215 225 235 315 325 335 495
7 54 62 65 69 7 79 82 119 126 132 235 245 255 355 365 375 505
10 66 75 78 79 91 94 96 139 149 157 255 265 275 395 405 415 515
30 88 97 101 107 117 119 122 168 175 181 275 285 295 445 455 465 545

WcTounukn: REUTERS

© BaHk MockBbI ExenHeBHbIN 0630p AONTOBbLIX PbIHKOB 19/21



MupoBoi pbiHOK gonra

KpuvBble goxogHocTn emerging markets

16 anBapsa 2007 r.

7.25 .
g ® TURKEY (BB- /Ba3 /BB- )
o
7.00 §
=S
6.75
6.50 e -
PERU (BB+ /Ba3 /BB+ )
6.25 [
@_MEXICO (BBB /Baal /BBB )
600 | s @t et e
RUSSIA (BBB+ /Baa2 /BBB+ )
575
5.50
5.25 - @ CHINA (A/A2 /A)
@ PERU (BB+/Ba3 /BB+)
5.00
(@)
475 ~ [e) O US TREASURIES (AAA /Aaa JAAR)
4.50
4.25 o US TREASURIES (AAA /Aaa /AAA ) ° MEXICO (BBB /Baa1 /BBB ) o RUSSIA (BBB+ /Baa2 /BBB+)
° TURKEY (BB- /Ba3 /BB- ) ° PERU (BB+ /Ba3 /BB+) ° BRAZIL (BB /Ba2 /BB )
° UKRAINE (BB- /B1/BB- ) ° S. AFRICA (BBB+ /Baa1 /BBB+) ° CHINA (A/A2 /A ) Moga. alopauys
40 === Loa. (CHINA (A /A2 IA )
0.0 1.0 20 3.0 4.0 5.0 6.0 7.0 8.0 9.0 10.0 11.0 12.0 13.0 14.0 15.0
Wctounuk: REUTERS
SMUTEHTDI LEHA N3MEHEHME,% OOXOAOHOCTb,% APALUA PEATUHI
MocnegHssa X
Mo 3akpbITUIO KoTHpOBKa AeHb Hegens mecsL o norawexuns [iopaums S&P Moody's
US10YT=RR 98.81 98.91 0.02 -1.05 -1.94 4.76 7.93 AAA Aaa
US30YT=RR 94.31 94.50 -0.10 -1.84 -3.89 4.85 15.81 AAA Aaa
EU2YT=RR 99.65 99.65 -0.02 -0.03 -0.03 3.94 1.86 AAA Aaa
EU10YT=RR 97.50 97.50 0.04 -0.72 -2.19 4.06 8.43 AAA Aaa
BRAGLB27=RR 139.75 139.94 0.00 -0.89 1.08 6.54 10.47 BB Ba2
TRGLB30=RR 153.69 1563.75 0.00 -0.16 1.23 7.10 10.65 BB- Ba3
TRGLB10=RR 117.94 117.88 0.00 -0.11 0.48 5.88 2.92 BB- Ba3
ARGFRB=RR 32.50 32.50 0.00 0.00 0.00 0.00 0.00 B+ B3
ARGGLB30=RR 31.50 31.50 0.00 0.60 3.51 1.53 B+ B3
RUSGLB30=RR 112.44 112.56 0.00 -0.66 -0.28 5.73 7.32 BBB+ Baa2
RUSGLB10=RR 104.38 104.38 0.00 -0.18 -0.24 5.46 1.58 BBB+ Baa2
WcTounnkn: REUTERS
EMBI+ cneag WHOEKC U3MEHEHMUE, %
Cnpag VIsMe:ee::e 3 3HaveHve 3a geHb CN:aC;iJ;a C Havana roga 3a 12 mecsiues
EMBI+ 169 -4 406.51 0.01 -0.19 -0.19 9.64
EMBI+ RUSSIA 98 -1 447.12  -0.03 -0.47 -0.47 5.04
EMBI+ MEXICO 101 -2 347.32  -0.11 -0.53 -0.53 5.14
EMBI+ TURKEY 203 -4 259.65 0.00 0.39 0.39 7.11
EMBI+ BRAZIL 192 -4 579.39  -0.01 -0.14 -0.14 13.54

© BaHK MockBbl
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KoHTakTHaa uHdopmayusa 16 anBapsa 2007 r.

HacTtoswwmit LOKyMEHT NPEAOCTaBMNEH UCKITHYUTENBHO B NMOpsake MHAOPMaLMM 1 He SBISETCS NPeAnoXeHeM O NPOBEAEHUM onepaLuii Ha pbiHKe LEHHbLIX BymMar, 1, B 4acTHOCTH,
npeanoxeHnem o6 WX Nokyrnke wnu npoaaxe. HacToswmMiA JOKYMEHT COAepXUT MHPOPMALMIO, NMOMYYEHHYIO U3 UCTOYHUKOB, koTopble BaHk MockBbl paccmaTpuBaeT B kayecTse
nocToBepHbiX. OaHako BaHk MocKBbI, Ero pyKOBOACTBO M COTPYAHWKM HE MOTYT rapaHTUpoBaTb abCOMOTHBIE TOYHOCTb, MOSHOTY M JOCTOBEPHOCTL TakoW MH(OPMaLUK 1 He HecyT
OTBETCTBEHHOCTU 3@ BO3MOXHbIE NOTEPU KMUEHTA B CBS3W C €e UcMofib3oBaHneM. OUEHKM U MHEHWS, MPeACTaBNeHHble B HACTOSALEM JOKyMeHTe, OCHOBaHbl UCKMIOUNTENbHO Ha
3aKIIOYEHNSIX aHanNUTUKOB BaHka B OTHOLIEHUWM aHanmM3MpyeMmblxX LEHHbIX OymMar U 3MUTEHTOB. BosHarpaxaeHue aHanuWTMKOB He CBSI3aHO M He 3aBWCUT OT coaepaHus
aHanuTMyeckux 0630poB, KOTOPbIE OHW FOTOBSAT, UMW OT CyLLECTBa AaBaeMblX UMW PEKOMEHAALUN.

BaHk MockBbl, €ro pykoBOACTBO U COTPYAHWKA HE HECYT OTBETCTBEHHOCTW 3@ MHBECTULMOHHBIE PELUEHUS KITMEHTA, OCHOBaHHbIE Ha MHGOPMaLMKM, CoAepXallenics B HacTosiLLeM
nokymeHTe. baHk MockBbI, ero pyKOBOACTBO M COTPYAHVKU HE HECYT OTBETCTBEHHOCTU B CBSA3W C NPSIMbIMU UMW KOCBEHHLIMU MOTEPSIMU U/WNnK yLepboM, BO3HUKLIUM B pe3yrnbtaTe
MCNOMNb30BaHWS KMMEHTOM MHGOPMALIMM UMK KaKoW-NMGOo ee 4acTu Npu COBEPLLEHUMN OnepaLmii ¢ LeHHbIMU Bymaramu. BaHk MockBbl He GepeT Ha cebst obsi3aTenbCTBa perynsipHo
06GHOBNATE MHOPMALIMIO, KOTOpasi COAEPXUTCS B HAcCTOSILLEM [JOKyMEHTE WNW WUCMPaBnsTb BO3MOXHble HETOYHOCTU. Cherku, CoBeplUeHHble B MPOLUIOM U YNOMSHYTble B
HaCcTOSALLEM AOKYMEHTE, He BCEraa sIBMSTCA UHAWKATUBHLIMU ANs ONpeAeneHnst pe3ynbTaToB GyayLmx caemnok. Ha CTOMMOCTb, LIEHY MU BENMYMHY [oXo4a MO LEHHLIM Bymaram
MMM NPOU3BOAHBIM WHCTPYMEHTaM, YMOMSHYTbIM B HacTosilleM [OKYMEHTe, MOryT okasblBaTb HebnarornpusiTHoe BosaedcTBue KoneGaHWsi OOMEHHbIX KypcOB BantoT.
WHBECTUPOBaHNE B POCCUICKME LieHHble Bymary HeceT 3HauMTErbHbIA PUCK, B CBA3W C YEM KITMEHTY HEOBXOAMMO NPOBOAUTL COGCTBEHHbLIN aHanW3 pbiHKa W UCCNeaoBaHue
HafeXHOCTU POCCUNCKUX AMUTEHTOB /10 COBEPLUEHMS CAEMNOK.

HacTosiumin AoKyMeHT He MoXeT GbiTb BOCMPOU3BEAEH, MOSHOCTLIO UMM YaCTUYHO, C HETO HEeMb3si AenaTb KoMK, BbIAEPXKMA U3 HEro He MOryT UCMONb30BaThCs AN Kakux-nméo
ny6nukauuin 6e3 npenBapuTEnbHOrO NMCbMEHHOro paspelueHunsi Bavka Mocksbl. BaHk MockBbl He HECeT OTBETCTBEHHOCTV 3@ HECAHKLUMOHWPOBaHHbIE AENCTBUSI TPETbUX MWL,
CBS3aHHbIE C PACMPOCTPaHEHNEM HACTOSILLEro JOKYMEHTa unu no6oi ero vacTy.

KoHTakTHasi uHcpopmauus www.mmbank.ru +7 (495) 105-8000 +7 (495) 624-0080
e-mail BH, TEN

AHANIMTUYECKUIA OEMNAPTAMEHT
[lnpekTop AenapTameHTa Tpemacos Kvupunn Tremasov_KV@mmbank.ru 45-92

YOPABJIEHVE AHAJIV3A PbIHKA AKLINIA

HavanbHuk ynpaenexus BeneHees Bnagumup Vedeneev_VY@mmbank.ru 28-17
CrapLuuii aHanuTuk CksopLioB AmMuTpui Skvortsov_DV@mmbank.ru 28-32
CrapLumii aHanuTukK JlamuH Muxaun Lyamin_MY@mmbank.ru 28-44
AHanuTmk Becenosa Onbra Veselova_OV@mmbank.ru 28-92

Otaen aHanvsa A0NroBbIX PbIHKOB

HavanbHuk otaena depopos Erop Fedorov_EY@mmbank.ru 42-33
AHanutuk KoBanesa Hatanbsa Kovaleva_NY@mmbank.ru 17-51
AHanutuk YynpblHa TaTbsiHa Chupryna_TV@mmbank.ru 42-81
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